
Truong et al. 
BMC Medical Research Methodology          (2023) 23:107  
https://doi.org/10.1186/s12874-023-01931-7

RESEARCH Open Access

© The Author(s) 2023. Open Access This article is licensed under a Creative Commons Attribution 4.0 International License, which 
permits use, sharing, adaptation, distribution and reproduction in any medium or format, as long as you give appropriate credit to the 
original author(s) and the source, provide a link to the Creative Commons licence, and indicate if changes were made. The images or 
other third party material in this article are included in the article’s Creative Commons licence, unless indicated otherwise in a credit line 
to the material. If material is not included in the article’s Creative Commons licence and your intended use is not permitted by statutory 
regulation or exceeds the permitted use, you will need to obtain permission directly from the copyright holder. To view a copy of this 
licence, visit http://​creat​iveco​mmons.​org/​licen​ses/​by/4.​0/. The Creative Commons Public Domain Dedication waiver (http://​creat​iveco​
mmons.​org/​publi​cdoma​in/​zero/1.​0/) applies to the data made available in this article, unless otherwise stated in a credit line to the data.

BMC Medical Research
Methodology

Bayesian regularization to predict 
neuropsychiatric adverse events in smoking 
cessation with pharmacotherapy
Van Thi Thanh Truong1*, Charles Green2, Claudia Pedroza2, Lu‑Yu Hwang3, Suja S. Rajan4, Robert Suchting5, 
Paul Cinciripini6, Rachel F. Tyndale7,8 and Caryn Lerman9 

Abstract 

Background  Research on risk factors for neuropsychiatric adverse events (NAEs) in smoking cessation with phar‑
macotherapy is scarce. We aimed to identify predictors and develop a prediction model for risk of NAEs in smoking 
cessation with medications using Bayesian regularization.

Methods  Bayesian regularization was implemented by applying two shrinkage priors, Horseshoe and Laplace, to 
generalized linear mixed models on data from 1203 patients treated with nicotine patch, varenicline or placebo. Two 
predictor models were considered to separate summary scores and item scores in the psychosocial instruments. 
The summary score model had 19 predictors or 26 dummy variables and the item score model 51 predictors or 58 
dummy variables. A total of 18 models were investigated.

Results  An item score model with Horseshoe prior and 7 degrees of freedom was selected as the final model upon 
model comparison and assessment. At baseline, smokers reporting more abnormal dreams or nightmares had 
16% greater odds of experiencing NAEs during treatment (regularized odds ratio (rOR) = 1.16, 95% credible interval 
(CrI) = 0.95 – 1.56, posterior probability P(rOR > 1) = 0.90) while those with more severe sleep problems had 9% greater 
odds (rOR = 1.09, 95% CrI = 0.95 – 1.37, P(rOR > 1) = 0.85). The prouder a person felt one week before baseline resulted 
in 13% smaller odds of having NAEs (rOR = 0.87, 95% CrI = 0.71 – 1.02, P(rOR < 1) = 0.94). Odds of NAEs were compara‑
ble across treatment groups. The final model did not perform well in the test set.

Conclusions  Worse sleep-related symptoms reported at baseline resulted in 85%—90% probability of being more 
likely to experience NAEs during smoking cessation with pharmacotherapy. Treatment for sleep disturbance should 
be incorporated in smoking cessation program for smokers with sleep disturbance at baseline. Bayesian regularization 
with Horseshoe prior permits including more predictors in a regression model when there is a low number of events 
per variable.
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Background
Despite sizable evidence showing that pharmacological 
cessation medications do not elevate risk of neuropsychi-
atric adverse events (NAEs), the post-marketing reports 
of NAEs, including those that gave rise to the warnings 
from the United States Food and Drug Administration 
(FDA) for varenicline cannot be ignored since such seri-
ous adverse events can negatively affect the cessation 
attempt [1–9]. Identifying risk factors and developing 
a predictive model for NAEs experienced when using 
medications for smoking cessation could be a strategy to 
enhance treatment adherence, improve the likelihood of 
quitting, and prevent relapse.

There is a scarcity of literature on risk factors for NAEs 
in smoking cessation with pharmacotherapy. To date, the 
Evaluating Adverse Events in a Global Smoking Cessa-
tion Study (EAGLES) is the only study that was formally 
designed to assess risk of NAEs among smoking cessa-
tion pharmacological agents [1]. A post-hoc secondary 
analysis of the EAGLES data was conducted to determine 
predictors for NAEs on both psychiatric and non-psychi-
atric cohorts using a sequential approach with stepwise 
regression as the final step [10]. Stepwise regression has 
been a popular method to identify predictors. However, 
this statistical technique has numerous drawbacks that 
have been well-established and reported [11–13]. Essen-
tially, stepwise regression involves multiple hypothesis 
tests, which increases the probability of Type I errors or 
false positive rate. The final set of variables selected via 
stepwise regression is sensitive to the number and com-
bination of variables to be tested, as well as the order 
of variable entry or deletion. Stepwise regression may 
potentially select nuisance variables and drop true pre-
dictors, resulting in overfitting models. The use of step-
wise regression is even more problematic when the 
outcome is rare and/or the number of potential predic-
tors is high or when the predictors are highly correlated.

In contrast, regularization is a machine learning tech-
nique that constrains or shrinks parameter estimates 
toward zero, allowing the inclusion of more variables 
while avoiding overfitting in the training dataset [14–16]. 
Regularizing parameter estimates also helps deal with 
multicollinearity which otherwise can cause erroneous 
identification of predictors. Therefore, the technique may 
render models with potentially superior out-of-sample 
performance. Regularization is especially well-suited for 
sparse solutions where parameter estimates are mostly 
zero (or very small) and only a few are indeed nonzero. 
In this study, we applied Bayesian regularization to a 
large clinical trial data on smoking cessation to identify 
baseline risk factors and to develop a prediction model 
for NAEs in a quit attempt aided with medication and/
or counseling.

Methods
Original study overview
The Pharmacogenetics of Nicotine Addiction Treatment 
(PNAT) study is a randomized placebo-controlled clinical 
trial that examined the efficacy of nicotine patch versus 
varenicline, stratified by nicotine metabolite ratio (NMR) 
group [17]. The clinical trial was conducted at four cent-
ers: University of Pennsylvania, Center for Addiction and 
Mental Health/University of Toronto, State University of 
New York at Buffalo, and MD Anderson Cancer Center.

Eligible participants comprised 18 to 65-year-old 
smokers who reportedly smoked at least 10 cigarettes per 
day for at least 6  months and were recruited via adver-
tisements for a free smoking cessation program. Smok-
ers with history of psychiatric disorders or at risk of 
suicide were excluded. After a telephone screening, eligi-
ble smokers completed an in-person medical exam and 
psychiatric history, self-report measures of demograph-
ics and smoking history, and provided blood samples for 
NMR assessment. Participants were classified into slow 
metabolizers if NMR < 0.31 or normal metabolizers oth-
erwise. Participants were randomized, stratified by NMR 
group and study center, to three treatment arms: nicotine 
patch, varenicline or placebo. Varenicline was initiated 
at pre-quit, one week before the target quit date as rec-
ommended for dose titration while nicotine patch was 
initiated on the target quit date. Varenicline was admin-
istered for 12  weeks while nicotine patch was delivered 
for 11 weeks.

Participants, study investigators and personnel were 
blinded to treatment assignment and NMR status. The 
primary endpoint was 7-day point prevalence absti-
nence at the end of treatment (week 11). Abstinence was 
attained if a participant reported no smoking (not even a 
puff) for at least 7 days before the telephone assessment 
at the end of treatment, with in-person biochemical con-
firmation for those reporting abstinence (CO < 8  ppm). 
Follow-ups were at 6 and 12 months.

Psychosocial scales and side‑effects checklist
In PNAT, nicotine dependence was determined with 
the Fagerström Test of Nicotine Dependence (FTND) 
[18, 19]. The Minnesota Nicotine Withdrawal Scale 
(MNWS) and Questionnaire on Smoking Urges – Brief 
(QSU-B) measured withdrawal symptoms and cravings, 
respectively [20–22]. QSU-B Factor 1 represents a strong 
desire and intention to smoke, with smoking perceived as 
rewarding while QSU-B Factor 2 demonstrates anticipa-
tion of relief from negative affect with an urgent desire 
to smoke [20]. The MNWS was not labelled a withdrawal 
scale but a behavior rating scale to avoid confusion about 
having withdrawal symptoms at baseline prior to cessa-
tion. The Positive and Negative Affect Schedule (PANAS) 
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recorded positive and negative moods and feelings dur-
ing the week before the time of administration [23].

The self-reported side-effect checklist identified occur-
rences of 29 common side effects associated with vareni-
cline and nicotine patch during the treatment period, 
consistently with FDA labels. The side-effect checklists 
for varenicline and nicotine patch have been used in 
previous studies [24–27]. Participants rated the sever-
ity of each side effect during the week before the time of 
reporting on a four-level scale: none (no concerns at all), 
mild (no interference with usual daily activities), moder-
ate (interference with some usual activities), severe (no 
normal activities are possible). Three psychosocial scales 
(MNWS, QSU-B and PANAS) and the side-effect check-
list were administered at pre-quit date, target quit date, 
week 1, week 4, week 8 and week 11.

Outcome definition
NAEs comprised severe-level irritability, depressed 
mood, sleep problems, anxiety, insomnia, abnormal 
dreams, disturbance in attention, fatigue, dizziness; and 
moderate-to-severe suicidal thoughts, agitation and hos-
tility reported in the side-effect checklist. The binary out-
come variable was coded as “Yes” if a patient reported 
any NAE at any time point from the target quit date to 
week 11; coded as “No” if they reported no NAE through-
out this treatment period. The dichotomized composite 
NAE outcome reflected severity levels of interest of neu-
ropsychiatric symptoms, based on FDA warnings.

Statistical analysis
Analyses used multilevel logistic regression to predict 
the probability of experiencing at least one NAE (rela-
tive to none) during the treatment period. Bayesian infer-
ence was used to evaluate effects of predictors on NAE 
risk, given the data and regularized prior distributions. 
Implementing Bayesian regularization permits shrink-
age of estimates towards zero, helping reduce the chance 
of selecting predictors that are not truly associated with 
outcomes but might have been picked up otherwise due 
to peculiarities in the training sample [28–30]. Moreo-
ver, regularized models can prevent regression coeffi-
cients from being poorly determined with unstable and 
high variances in the context of multicollinearity [14]. We 
adopted Bayesian approaches in prediction model devel-
opment so that we could calculate predictive probabilities 
along with their credible intervals. Bayesian multilevel 
models also capture all available sources of uncertainty 
by incorporating variance associated with parameter esti-
mates and clustering in the computation of predictive 
probabilities. In this analysis, study site was accounted 
for as random effect in all multilevel models.

Comparisons of baseline characteristics between 
those with and without NAEs used descriptive statis-
tics and Bayesian unadjusted multilevel logistic regres-
sions. All the scale scores were shown as median (first 
quartile – third quartile) and the remaining continuous 
variables as mean (standard deviation) while categori-
cal variables as frequency (percentage).

In a psychosocial instrument, item score provides 
information on a specific aspect of a complex con-
struct while summary score – a combination of some 
or all item scores – represents a more comprehen-
sive measure and tends to be more statistically reli-
able [31]. Hence, two predictor models were evaluated: 
one model with only item scores and other with only 
summary scores of the psychosocial scales at baseline 
(FTND, MNWS, PANAS and QSU-B). Both models 
included demographic and clinical information avail-
able at baseline such as age, race, ethnicity, sex, mari-
tal status, education level, employment status, weekly 
number of drinks, nicotine metabolite ratio, obesity, 
carbon monoxide level, preference of menthol cigarette 
and treatment assignment. Both models also contained 
the interaction between NMR and treatment group to 
examine whether NMR modifies treatment effects on 
the risk of NAEs. Additionally, a binary variable rep-
resenting neuropsychiatric symptoms at baseline was 
included in the two models. This variable was defined 
the same way as the outcome variable, using the infor-
mation reported on the side-effect checklist at baseline.

Out of 1246 participants in PNAT, 1214 completed 
the side-effect checklists from pre-quit to end-of-treat-
ment. After excluding 11 participants with any miss-
ing data at baseline, the sample size for the current 
analysis was 1203. Prior to modeling, we checked for 
zero- and near zero-variance or highly correlated pre-
dictors, linear dependencies and removed predictors as 
needed. All continuous predictors were standardized. 
The data was then randomly divided into a training set 
(used to fit the model) and a test set (used for out-of-
sample evaluation) with a 7:3 ratio in the manner that 
preserved the outcome distribution in both sets after 
stratifying by study site and NMR group. Overall, the 
summary score model had 19 predictors or 26 dummy 
variables and the item score model had 51 predictors or 
58 dummy variables. The number of events per variable 
ratio in the training set was 3.3 and 1.5 for the sum-
mary and item score model, respectively.

Bayesian regularization was employed by apply-
ing two shrinkage priors, namely the Horseshoe and 
the Laplace prior, on population-level effects [15, 16, 
28–30].

The Horseshoe prior can be specified as
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Considering a linear model, each model parameter βi 
follows a Normal distribution with standard deviation 
�i , which has a half-Cauchy distribution with a common 
scale τ . The scale τ also follows a standard half-Cauchy 
distribution. �i is referred to as the local shrinkage 
parameter and τ the global shrinkage parameter. Intui-
tively, the global parameter τ imposes severe shrinkage 
and pulls all parameters including noise to zero, while the 
local parameters from a heavy-tailed Cauchy distribution 
allow strong predictors to escape the shrinkage.

Applying the Laplace prior is equivalent to apply-
ing least absolute shrinkage and selection operator or 
LASSO [14]. The Laplace prior can be specified as a com-
pound exponential-normal distribution.

Each predictor model was run with either of the two 
shrinkage priors, with a set of 1, 3, 5, 7 degree(s) of free-
dom. This acted as a manual grid search for the opti-
mal shrinkage, starting at the highest level of shrinkage. 
Bayesian multilevel logistic models with a vague neutral 
prior following a Normal distribution with mean 0 and 
standard deviation 100 on population-level parameters 
served as comparisons. Priors followed a Normal distri-
bution with mean 0 and standard deviation 100 for the 
intercept and a Half Student-t distribution with 4 degrees 
of freedom for the standard deviation of the random 
intercept. A total of 18 models were evaluated.

The Watanabe-Akaike (WAIC) and the leave-one-out 
cross-validation information criteria (LOOIC) that were 
calculated from the training set were used to select the 
final model [32]. We further dropped variables for a more 
parsimonious model based on posterior probabilities and 
not based on the posterior odds ratios because all the 
posterior odds ratios were small. In this analysis, poste-
rior probability is the posterior probability that an odds 
ratio is larger than 1, indicating probability of harm given 
that the outcome is adverse.

We examined model convergence using trace plots and 
Rhat, and assessed the final model fit. Posterior median 
odds ratio with 95% credible interval and posterior prob-
ability were reported for all population-level variables in 
the final model. We labeled the odds ratios as regularized 

βi|�i, τ ∼ Normal(0, �2i )

�i|τ ∼ C+(0, τ )

τ ∼ C+(0, 1)

βi|σ , τ ∼ Normal(0, τ 2σ
2
)

τ 2|α ∼ Exponential(α
2

/2 )

odds ratios (rOR) to emphasize the use of regularization. 
We considered a probability of having an effect, regard-
less of direction, of 0.8 to be the minimum that warrants 
basis for clinical decision-making. Therefore, variables 
with probability of harm of at least 0.8 or at most 0.2 
(equivalent to probability of decreasing harm of at least 
0.8) were deemed important predictors. The evalua-
tion of the final model included calibration, discrimina-
tion, and accuracy on the test set. Calibration consisted 
of plotting the observed proportions of participants 
experiencing NAEs against the predicted probability for 
groups defined by deciles. The receiver operating charac-
teristic (ROC) curve and the area under the ROC curve 
(AUROC) assessed discrimination performance. The 
Brier score – the averaged squared difference between 
predicted and observed values – evaluated accuracy [33].

All analyses utilized R version 4.0.2 [34]. Data preproc-
essing used the caret package [35]. Bayesian regularized 
multilevel logistic modeling was performed in R using 
Stan (version 2.21, Stan Development Team) through the 
brms package [36, 37]. The ROC curve plotting and the 
computation of AUROC employed the pROC package 
[38]. Calibration and accuracy assessment used the rms 
package [39].

Results
Out of 1203 participants with complete baseline and out-
come data in PNAT, 119 (10%) experienced NAEs dur-
ing treatment. The most common NAE component was 
moderate-to-severe agitation (6.2%), then moderate-
to-severe hostility (3.3%). Sleep-related NAEs included 
severe-level sleep problems (1.9%), insomnia (1.6%) and 
abnormal dreams (1%). The prevalence of the remaining 
NAE components was less than 1% each (see Table S1 in 
Additional file).

Bayesian univariate analyses suggested that smok-
ers with high probability ( ≥ 80%) of being more likely 
to suffer from NAEs during treatment were those 
reported at baseline more angry or irritable (1 [0, 
1] vs. 0 [0, 1], P(OR > 1) > 0.99), anxious or nervous 
(P(OR > 1) = 0.83), depressed (P(OR > 1) = 0.83), had 
difficulty concentrating (P(OR > 1) = 0.98), increased 
appetite or weight gain (P(OR > 1) = 0.98), more rest-
less (P(OR > 1) > 0.99), impatient (1 [0, 1] vs. 0 [0, 1], 
P(OR > 1) = 0.99), constipated (P(OR > 1) = 0.94), sore 
throat (P(OR > 1) = 0.89); more insomnia or sleep prob-
lems (0 [0, 2] vs. 0 [0, 1], P(OR > 1) > 0.99) or night-
mares (0 [0, 1] vs. 0 [0, 0], P(OR > 1) > 0.99); felt more 
distressed (P(OR > 1) = 0.97), upset (P(OR > 1) = 0.99), 
guilty (P(OR > 1) = 0.98), scared (P(OR > 1) = 0.86), 
hostile (P(OR > 1) = 0.97), irritable (P(OR > 1) > 0.99); 
reported higher QSU-B Factor 1 (7 [4, 13] vs. 6 [4, 
10], P(OR > 1) > 0.99), Factor 2 (20 [12, 28] vs. 17 [11, 
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26], P(OR > 1) = 0.96), and FTND heaviness of smok-
ing index (P(OR > 1) = 0.95); or being Hispanic (10 
(8%) vs. 53 (5%), P(OR > 1) = 0.92) (Table  1). Smok-
ers with low probability of harm (meaning high prob-
ability of decreasing harm) felt more interested 
(P(OR > 1) = 0.17), enthusiastic (P(OR > 1) = 0.12), 
proud (P(OR > 1) < 0.01), inspired (P(OR > 1) = 0.16), 
attentive (P(OR > 1) = 0.16), active (P(OR > 1) = 0.04); 
being African American (413 (38%) vs. 39 (33%), 
P(OR > 1) = 0.18), had higher than high school educa-
tion (755 (70%) vs. 78 (66%), P(OR > 1) = 0.18), and 
preferred menthol cigarette (51 (43%) vs. 518 (48%), 
P(OR > 1) = 0.19).

All models converged except for models with Laplace 
prior and 1 degree of freedom. The remaining models 
with Laplace priors needed higher number of itera-
tions and warmups to converge. Models with the vague 
Normal prior had the highest WAIC and LOOIC values 
(see Table  S2 in Additional file). Models with Horse-
shoe priors did better than those with Laplace pri-
ors. The item score model with Horseshoe prior and 
7 degrees of freedom had the lowest values of WAIC 
and LOOIC. We omitted variables using three thresh-
olds of probability less than or equal to: 0.7, 0.65 and 
0.6 and checked the area under the ROC curve to 
select the most parsimonious model that retained the 
discriminative ability of the full model (see Table  S3 
in Additional file). We chose the model containing the 
variables whose posterior probability was at least 0.65, 
or for protective effect, whose posterior probability was 
at most 0.35.

The final model included five items from MNWS and 
two items from PANAS, as well as Factor 2 from QSU-B, 
after dropping variables with posterior probability within 
the range of 0.35 – 0.65 from the full model (Table  2). 
At baseline, having nightmares had an 90% probability 
of harm while having insomnia or sleep problems were 
associated with an 85% probability of harm. Smok-
ers reporting more abnormal dreams or nightmares at 
baseline had 16% greater odds of experiencing NAEs 
during treatment (rOR = 1.16, 95% CrI = 0.95 – 1.56). 
Those with more severe sleep problems at baseline had 
9% greater odds of experiencing NAEs (rOR = 1.09, 
95% CrI = 0.95 – 1.37). Higher baseline QSU-B Factor 2 
(anticipation of relief from negative affect with an urgent 
desire to smoke) was associated with 80% probability of 
harm, however, this QSU-B component incurred a very 
small effect (rOR = 1.01, 95% CrI = 0.99 – 1.06). Mean-
while, feeling proud has a 6% probability of harm or a 
94% probability of decreasing harm, suggesting protec-
tive effect. The prouder a person felt one week before 
baseline resulted in 13% smaller odds of having NAEs 
(rOR = 0.87, 95% CrI = 0.71 – 1.02). The remaining items 

have posterior probability ranging from 68 to 74%, with 
small effects on the odds of NAEs.

Table 3 shows the final model’s performance on the test 
set. The final model demonstrates only poor discrimi-
nation (AUC < 0.7) in both train set (AUC = 0.66, 95% 
CI = 0.60 – 0.72) and test sets (Fig.  1: AUC = 0.64, 95% 
CI = 0.55 – 0.72). The Brier score computed on the test 
set is 0.08, showing that the final model is slightly more 
accurate than a null model (Brier score = 0.09). The cali-
bration plot and slope indicate that the predicted prob-
abilities derived from the model on the test set are not 
different enough and only spread within 0 – 0.2 (Fig. 2).

Discussion
In this analysis, we attempted to build a predictive model 
for NAEs during smoking cessation treatment in a cohort 
without history of psychiatric disorders. While the final 
model exhibits only poor discriminative ability and most 
of initially considered variables either show little or no 
effects on the likelihood of experiencing NAEs, sleep-
related symptoms at baseline were associated with prob-
ability of harm and feeling proud seems to be protective 
over NAEs.

Worse nightmares at baseline incurred an 90% proba-
bility of harm while more severe insomnia or sleep prob-
lems 85%. Smokers reported more abnormal dreams or 
nightmares at baseline had 16% greater odds of suffering 
from NAEs during treatment. Those with more serious 
sleep problems had 9% greater odds of having NAEs. One 
can argue that this is because there are sleep components 
in NAEs. While that is true, the prevalence of sleep-
related side effects is small (severe sleep problems (1.9%), 
severe insomnia (1.6%) and severe abnormal dreams 
(1%)), compared to the most common NAE components 
which are moderate-to-severe agitation (6.2%), and mod-
erate-to-severe hostility (3.3%).

Sleep disturbances have been observed and well-
reported in smoking and smoking cessation [40]. In a 
population-based, nationally representative sample, 
current smoking status was associated with trouble fall-
ing asleep, waking up during the night and waking up 
too early in the morning [41]. Current smokers took 
more time to drift off while sleeping less than never 
smokers. During cessation, sleep problems can be mag-
nified due to withdrawal symptoms and treatment side 
effects [42]. Sleep-related adverse events including 
insomnia and abnormal dreams have been well noted 
among varenicline users [3, 6]. Smokers using nicotine 
patch also reported sleep disturbance in randomized 
controlled trials [43]. It is established that sleep trou-
bles can undermine quitting effort therefore decrease 
quit rate and/or lead to relapse. In our analysis, hav-
ing more sleep-related symptoms prior to cessation 
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Table 1  Baseline characteristics between smokers experiencing NAEs versus not experiencing NAEs during smoking cessation 
treatment period

Variables NAEs (n = 119) No NAEs (n = 1084) P(OR > 1)

Number of cigarettes per day (mean (SD)) 18 (7) 18 (7) 0.42

Carbon monoxide level in ppm (mean (SD)) 23 (9) 23 (10) 0.38

Obesity levels (N, %)

  Normal 35 (29) 286 (26) Ref

  Underweight 0 (0) 12 (1) 0

  Overweight 41 (35) 375 (35) 0.34

  Obesity 43 (36) 411 (38) 0.30

MNWS items (median [Q1, Q3])

  Angry, irritable, frustrated 1 [0, 1] 0 [0, 1]  > 0.99

  Anxious, nervous 0 [0, 1] 0 [0, 1] 0.83

  Depressed mood 0 [0, 0] 0 [0, 0] 0.83

  Desire or craving to smoke 3 [2.5, 4] 3 [2, 4] 0.59

  Difficulty concentrating 0 [0, 1] 0 [0, 1] 0.98

  Increased appetite, weight gain 0 [0, 1] 0 [0, 1] 0.98

  Insomnia, sleep problems 0 [0, 2] 0 [0, 1]  > 0.99

  Restless 0 [0, 1] 0 [0, 1]  > 0.99

  Impatient 1 [0, 1] 0 [0, 1] 0.99

  Constipation 0 [0, 0] 0 [0, 0] 0.94

  Cough 1 [0, 2] 1 [0, 2] 0.71

  Dreaming or nightmares 0 [0, 1] 0 [0, 0]  > 0.99

  Sore throat 0 [0, 0] 0 [0, 0] 0.89

PANAS positive affect items (median [Q1, Q3])

  Interested 4 [3, 4] 4 [3, 4] 0.17

  Excited 3 [2, 3] 3 [2, 4] 0.31

  Strong 3 [2, 4] 3 [2, 4] 0.27

  Enthusiastic 3 [2, 4] 3 [2, 4] 0.12

  Proud 3 [2, 4] 3 [2, 4]  < 0.01

  Alert 4 [3, 4] 4 [3, 4] 0.39

  Inspired 3 [2, 4] 3 [2, 4] 0.16

  Determined 4 [3, 4] 4 [3, 5] 0.30

  Attentive 3 [3, 4] 4 [3, 4] 0.16

  Active 3 [2, 4] 3 [3, 4] 0.04

PANAS negative affect items (median [Q1, Q3])

  Distressed 1 [1, 2] 1 [1, 2] 0.97

  Upset 1 [1, 2] 1 [1, 2] 0.99

  Guilty 1 [1] 1 [1] 0.98

  Scared 1 [1] 1 [1] 0.86

  Hostile 1 [1] 1 [1] 0.97

  Irritable 1 [1, 2] 1 [1, 2]  > 0.99

  Ashamed 1 [1] 1 [1] 0.62

  Nervous 1 [1, 2] 1 [1, 2] 0.74

  Jittery 1 [1] 1 [1] 0.79

  Afraid 1 [1] 1 [1] 0.71

QSU-B Factor 2 (median [Q1, Q3]) 7 [4, 13] 6 [4, 10]  > 0.99

QSU-B Factor 1 (median [Q1, Q3]) 20 [12, 28] 17 [11, 26] 0.96

Experience neuropsychiatric events (N, %) 2 (1.7) 24 (2.2) 0.29

Age (mean (SD)) 46 (12) 46 (11) 0.64

Race (N, %)

  Caucasian 69 (58) 596 (55) Ref
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resulted in 85 – 90% probability of being more likely 
to experience NAEs during treatment. Sleep and affect 
(comprising emotions, moods, stress, anxiety) have a 
complex symbiotic and multidimensional relationship 
and treating insomnia could ease symptoms in men-
tal health disorders [44]. Sleep disturbance could be a 
risk factor for most mental health conditions therefore 
treating sleep problems is likely to be beneficial [45].

NAEs Neuropsychiatric Adverse Events, MNWS Minnesota Withdrawal Scale, PANAS Positive and Negative Affect Scale, QSU-B Questionnaire on Smoking Urges – Brief 
(Factor 1 strong desire and intention to smoke, with smoking perceived as rewarding; Factor 2 anticipation of relief from negative affect with an urgent desire to 
smoke), FTND HSI Fagerström Test of Nicotine Dependence Heaviness of Smoking Index, P(OR > 1) Posterior Probability of Being More Likely to Experience NAEs, SD 
Standard Deviation, Q1 First Quartile, Q3 Third Quartile, Ref Reference group

Table 1  (continued)

Variables NAEs (n = 119) No NAEs (n = 1084) P(OR > 1)

  African American 39 (33) 413 (38) 0.18

  Other 11 (9) 75 (7) 0.70

Hispanic (N, %) 10 (8) 53 (5) 0.92

Female (N, %) 56 (47) 472 (44) 0.78

Marital status (N, %)

  Never married 42 (35) 364 (34) Ref

  Divorced/Widowed/Separated 27 (23) 283 (26) 0.23

  Married or living as married 50 (42) 437 (40) 0.49

Higher than high school education (N, %) 78 (66) 755 (70) 0.18

Employment status (N, %)

  Full-time 55 (46) 496 (46) Ref

  Part-time 18 (15) 182 (17) 0.31

  Retired/Unemployed 46 (39) 406 (38) 0.55

Weekly number of drinks (mean (SD)) 3 (5) 3 (5) 0.50

Prefer menthol cigarette (N, %) 51 (43) 518 (48) 0.19

FTND HSI (median [Q1, Q3]) 4 [3, 4] 4 [3, 4] 0.95

Treatment (N, %)

  Placebo 40 (34) 350 (32) Ref

  Varenicline 40 (34) 367 (34) 0.42

  Nicotine patch 39 (33) 367 (34) 0.38

Nicotine metabolism levels (N, %)

  Slow 64 (54) 577 (53) Ref

  Normal 55 (46) 507 (47) 0.45

Table 2  Regularized odds ratios and posterior probabilities of 
harm from the final model

MNWS Minnesota Withdrawal Scale, PANAS Positive and Negative Affect Scale, 
QSU-B Factor 2 Questionnaire on Smoking Urges – Brief (anticipation of relief 
from negative affect with an urgent desire to smoke), rOR regularized Odd Ratio, 
CrI Credible Interval

Variables Median rOR (95% CrI) P(rOR > 1)

MNWS items

  Difficulty concentrating 1.05 (0.90 – 1.38) 0.74

  Insomnia, sleep problems 1.09 (0.95 – 1.37) 0.85

  Restless 1.04 (0.88 – 1.37) 0.72

  Impatient 1.03 (0.88 – 1.31) 0.68

  Dreaming or nightmares 1.16 (0.95 – 1.56) 0.90

PANAS items

  Proud 0.87 (0.71 – 1.02) 0.06

  Irritable 1.05 (0.88 – 1.42) 0.73

  QSU-B Factor 2 1.01 (0.99 – 1.06) 0.80

Table 3  Final model performance on the test set

ROC Receiver Operating Characteristic

Criteria Value

Area under the ROC curve 0.64

Brier score 0.08

Calibration

  Intercept -0.13

  Slope 1.12
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Fig. 1  Receiver operating characteristic curve of the final model on the test set

Fig. 2  Calibration plot for the final model on the test set
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Treatment for sleep disorders should be incorporated 
in a smoking cessation program for smokers with sleep 
disorders. Cognitive behavior therapy for insomnia 
(CBT-I) has been proposed and investigated as a treat-
ment for insomnia in mental health context [40, 46]. A 
randomized controlled trial found that CBT-I improved 
insomnia, which led to the reduction in paranoid and 
hallucinatory experiences in a large sample of college 
students [46]. In a randomized pilot study examining the 
effect of integrating CBT-I into smoking cessation coun-
seling among 19 treatment-seeking smokers with sleep 
problems, despite no significant effects, the CBT-I group 
benefited from improvements in sleep efficiency, sleep 
duration, total sleep disturbance, severity of insomnia 
symptoms, and stayed abstinent longer than the coun-
seling only group [47]. These results have limited inter-
pretation due to small sample size, which warrants future 
studies with adequate power to detect the effect of CBT-I 
on sleep disturbances and NAEs during cessation, as well 
as smoking cessation outcomes.

We noted from our results that the greater extent to 
which a person had felt proud one week before baseline, 
the less likely that person would suffer from NAEs dur-
ing cessation treatment. While there is no research spe-
cifically on feeling proud and neuropsychiatric disorders, 
positive affect and psychological strengths have been 
shown to be protective factors for mental health. Positive 
emotionality was negatively correlated with depressive 
and some panic disorders and phobias symptoms [48]. In 
a longitudinal cohort of active duty Army soldiers, psy-
chological strengths or resilience, made up by seven con-
structs (optimism, problem-focused coping, adaptability 
and flexibility, positive affect, catastrophic thinking, lone-
liness, spirituality and meaning), were associated with 
reduced likelihood of being diagnosed with a psychiatric 
disorder in a dose–response manner [49]. Positive affect 
also was protective against sleep problems and suicidal 
ideation in older adults [50, 51].

Consistent with EAGLES and other studies, varenicline 
(rOR = 1.00, 95% CrI = 0.92 – 1.17, P(rOR > 1) = 0.56) 
and nicotine patch (rOR = 1.00, 95% CrI = 0.86 – 1.09, 
P(rOR > 1) = 0.45) did not show any effect on the risk of 
NAEs therefore were dropped in the final model [1–6]. 
We did not find that being White or being anxious at 
baseline were predictive of NAEs among non-psychi-
atric smokers like in EAGLES. An important difference 
between the two analyses lies in the outcome defini-
tion. Since EAGLES was specifically designed to evalu-
ate NAEs in smoking cessation with pharmacotherapy, 
NAEs were pre-specified and prospectively collected. 
Meanwhile, although the side-effect checklist in PNAT 
is rather extensive and the manner in which a side effect 
was rated was similar to that in EAGLES, we could only 

rely on the availability of side effects collected for our 
definition.

We conceived and executed this secondary analysis, 
hoping to develop a risk prediction model for NAEs. 
Nonetheless, the model exhibits poor performance on 
both train and test sets. One reason is due to a limita-
tion as a secondary analysis, we could not assess variables 
that were not collected but might be potential predic-
tors of neuropsychiatric risk. However, as noted above, 
research on risk factors for NAEs in smoking cessation 
treatment is scarce, probably because severe NAEs are 
rare hence the lack of focus or interest in the topic, par-
ticularly in non-psychiatric cohort. In addition, most of 
the available predictors that we considered initially had 
very small effects on NAE risk. The small magnitude of 
the reported odds ratio was partially attributable to the 
implementation of regularization, but most posterior 
probabilities were close to 0.5, indicating no or little 
effect. Psychometric measures were self-reported there-
fore subject to reporting and recall bias. Biomarkers may 
possess greater predictive power than behavioral meas-
ures when it comes to neuropsychiatric symptoms. Still, 
it would be challenging to identify such biomarkers and 
would be even harder or impossible to apply in certain 
primary care settings or smoking cessation clinics. The 
findings in this analysis can only be applied to individuals 
without major psychiatric and medical comorbidities per 
the original study’s eligibility criteria. They also might not 
be generalizable to casual nondaily cigarette smokers, or 
non-cigarette or e-cigarette smokers.

Bayesian regularization does not automatically offer 
variable selection. The present analysis adapted “hard 
shrinkage” [15], and eliminated variables by putting a 
threshold on posterior probability instead of coefficient 
because all the posterior median of coefficients were 
small. The area under the ROC curve was computed for 
models created by a range of threshold values, and then 
compared to select a reasonable threshold and determine 
a final model that was parsimonious without losing the 
discriminative ability of the full model. The implementa-
tion of Bayesian regularization could be computationally 
expensive, time consuming and technically demanding. 
Fortunately, Stan and R packages including brms and 
rstanarm allow efficient and convenient Bayesian mod-
eling and inference, especially for high-dimensional mod-
els [36, 37, 52]. This analysis did not explore non-linearity 
and any interaction other than one between NMR and 
treatment group.

Our original study is one of the biggest multicenter tri-
als evaluating nicotine dependence treatment. The psy-
chosocial scales used in this study are easily obtained, 
well-validated and widely used. The side effects were 
extensively and carefully collected. Our findings about 
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the effect of sleep disturbances on NAEs risk emphasize 
the need for specialized treatment in smokers with sleep 
problems. The implementation of Bayesian regulariza-
tion, in particular Horseshoe prior, allows inclusion of 
more predictors without overfitting, especially in a con-
text of low ratio of events per predictor. Moreover, a 
Bayesian framework naturally incorporates all sources of 
uncertainty, including study site variability.

Conclusion
We attempted to develop a predictive model for neu-
ropsychiatric adverse events during smoking cessation 
treatment using Bayesian regularization. Bayesian regu-
larization with Horseshoe prior permits including more 
predictors in a regression model when there is a low 
number of events per variable. While the model does not 
perform as expected, we found that more severe sleep-
related symptoms reported at baseline resulted in at least 
85% probability of being more likely to experience neu-
ropsychiatric adverse events. Treatment for sleep distur-
bance such as cognitive behavioral therapy for insomnia 
should be incorporated in smoking cessation program for 
smokers with sleep disturbance at baseline. In contrast, 
feeling proud, as part of positive affect, during the week 
prior to cessation seemed to be protective over neuropsy-
chiatric adverse events during treatment.

Abbreviations
AUROC 	� Area Under the Receiver Operating Characteristic curve
CBT-I	� Cognitive Behavior Therapy for Insomnia
CrI	� Credible Interval
EAGLES	� The Evaluating Adverse Events in a Global Smoking Cessation 

Study
FTND	� Fagerström Test of Nicotine Dependence
LOOIC	� Leave-One-Out cross-validation Information Criteria
MNWS	� Minnesota Nicotine Withdrawal Scale
NAEs	� Neuropsychiatric Adverse Events
NMR	� Nicotine Metabolite Ratio
OR	� Odds Ratio
PANAS	� Positive and Negative Affect Schedule
PNAT	� The Pharmacogenetics of Nicotine Addiction Treatment study
QSU-B	� Questionnaire on Smoking Urges – Brief
ROC	� Receiver Operating Characteristic curve
rOR	� Regularized Odds Ratios
WAIC	� Watanabe-Akaike Information Criteria

Supplementary Information
The online version contains supplementary material available at https://​doi.​
org/​10.​1186/​s12874-​023-​01931-7.

Additional file 1. Supplementary result tables.

Acknowledgements
This research was undertaken, in part, thanks to funding from the Canada 
Research Chairs program (Dr. Tyndale, the Canada Research Chair in Pharma‑
cogenomics). Affiliation: Campbell Family Mental Health Research Institute, 

Center for Addiction and Mental Health; and Departments of Pharmacology 
and Toxicology, and Psychiatry, University of Toronto.

Authors’ contributions
CG, PC, RFT and CL conceived the study and provided the data. VTTT, CG and 
CP designed the study. VTTT performed data analysis and drafted the manu‑
script. CG, CP and RS contributed to data analysis and data interpretation. LYH 
and SSR took part in data interpretation. All authors revised the manuscript 
critically and approved the final version for publication.

Funding
No funding was received for the conduct of this secondary analysis. No funder 
had any role in this study.

Availability of data and materials
Requests for the deidentified data from the Pharmacogenetics of Nicotine 
Addiction Treatment study can be considered by contacting the study prin‑
cipal investigators (CL and RFT). Analysis code can be obtained upon request 
made with the corresponding author (VTTT).

Declarations

Ethics approval and consent to participate
The Committee for the Protection of Human Subjects at the University of 
Health Science Center at Houston, Texas, USA determined that this study 
was qualified for exempt status and granted a waiver of informed consent. 
All methods were carried out in accordance with relevant guideline and 
regulations.

Consent for publication
Not applicable.

Competing interests
RFT has consulted for Quinn Emanuel and Ethismos Research Inc. The Phar‑
macogenetics of Nicotine Addiction Treatment clinical trial received study 
medication and placebo, and packaging from Pfizer. The remaining authors 
declare no conflicts of interest.

Author details
1 Department of Cardiothoracic and Vascular Surgery, McGovern Medical 
School, The University of Texas Health Science Center at Houston, 6400 Fan‑
nin Street, Suite 2850, Houston, TX 77030, USA. 2 Center for Clinical Research 
and Evidence‑Based Medicine, Department of Pediatrics, McGovern Medical 
School, The University of Texas Health Science Center at Houston, Houston, 
TX, USA. 3 Department of Epidemiology, Human Genetics and Environmental 
Sciences, School of Public Health, The University of Texas Health Science 
Center at Houston, Houston, TX, USA. 4 Department of Management, Policy 
and Community Health, School of Public Health, The University of Texas Health 
Science Center at Houston, Houston, TX, USA. 5 Faillace Department of Psy‑
chiatry and Behavioral Sciences, McGovern Medical School, The University 
of Texas Health Science Center at Houston, Houston, TX, USA. 6 Department 
of Behavioral Science, The University of Texas MD Anderson Cancer Center, 
Houston, TX, USA. 7 Centre for Addiction and Mental Health, Toronto, ON, 
Canada. 8 Department of Pharmacology and Toxicology, University of Toronto, 
Toronto, ON, Canada. 9 Keck School of Medicine, USC Norris Comprehensive 
Cancer Center, University of Southern California, Los Angeles, CA, USA. 

Received: 8 May 2022   Accepted: 25 April 2023

References
	1.	 Anthenelli RM, Benowitz NL, West R, St Aubin L, McRae T, Lawrence D, 

et al. Neuropsychiatric safety and efficacy of varenicline, bupropion, 
and nicotine patch in smokers with and without psychiatric disorders 
(EAGLES): a double-blind, randomised, placebo-controlled clinical trial. 
Lancet. 2016;387(10037):2507–20.

	2.	 Cahill K, Stevens S, Perera R, Lancaster T. Pharmacological interventions 
for smoking cessation: an overview and network meta‐analysis. Cochrane 

https://doi.org/10.1186/s12874-023-01931-7
https://doi.org/10.1186/s12874-023-01931-7


Page 11 of 11Truong et al. BMC Medical Research Methodology          (2023) 23:107 	

Database Syst Rev. 2013 [cited 2020 Sep 3];(5). Available from: https://​www.​
cochr​aneli​brary.​com/​cdsr/​doi/​10.​1002/​14651​858.​CD009​329.​pub2/​full.

	3.	 Foulds J, Russ C, Yu CR, Zou KH, Galaznik A, Franzon M, et al. Effect of 
Varenicline on Individual Nicotine Withdrawal Symptoms: A Combined 
Analysis of Eight Randomized. Placebo-Controlled Trials Nicotine Tob Res. 
2013;15(11):1849–57.

	4.	 Gershon AS, Campitelli MA, Hawken S, Victor C, Sproule BA, Kurdyak P, et al. 
Cardiovascular and Neuropsychiatric Events after Varenicline Use for Smok‑
ing Cessation. Am J Respir Crit Care Med. 2018;197(7):913–22.

	5.	 Gibbons RD, Mann JJ. Varenicline, Smoking Cessation, and Neuropsychiatric 
Adverse Events. Am J Psychiatry. 2013;170(12):1460–7.

	6.	 Thomas KH, Martin RM, Knipe DW, Higgins JPT, Gunnell D. Risk of neuropsy‑
chiatric adverse events associated with varenicline: systematic review and 
meta-analysis. BMJ. 2015;350(mar12 8):h1109–h1109.

	7.	 Harrison-Woolrych M, Ashton J. Psychiatric Adverse Events Associated with 
Varenicline: An Intensive Postmarketing Prospective Cohort Study in New 
Zealand. Drug Saf. 2011;34(9):763–72.

	8.	 Kuehn BM. New Reports Examine Psychiatric Risks of Varenicline for Smok‑
ing Cessation. JAMA. 2012;307(2):129.

	9.	 Moore TJ, Furberg CD, Glenmullen J, Maltsberger JT, Singh S. Suicidal Behav‑
ior and Depression in Smoking Cessation Treatments. Wright JM, editor. 
PLoS ONE. 2011;6(11):e27016.

	10.	 Anthenelli RM, Gaffney M, Benowitz NL, West R, McRae T, Russ C, et al. 
Predictors of Neuropsychiatric Adverse Events with Smoking Cessation 
Medications in the Randomized Controlled EAGLES Trial. J Gen Intern Med. 
2019;34(6):862–70.

	11.	 Tread LE, Regression CWS. Arch Surg. 2010;145(11):1039.
	12.	 Smith G. Step away from stepwise. J Big Data. 2018;5(1):32.
	13.	 Whittingham MJ, Stephens PA, Bradbury RB, Freckleton RP. Why do we still 

use stepwise modelling in ecology and behaviour?: Stepwise modelling in 
ecology and behaviour. J Anim Ecol. 2006;75(5):1182–9.

	14.	 Hastie T, Tibshirani R, Friedman J. The Elements of Statistical Learning. New 
York: Springer New York; 2009 [cited 2020 Nov 7]. (Springer Series in Statis‑
tics). Available from: http://​link.​sprin​ger.​com/​10.​1007/​978-0-​387-​84858-7.

	15.	 Pavlou M, Ambler G, Seaman S, De Iorio M, Omar RZ. Review and evaluation 
of penalised regression methods for risk prediction in low-dimensional data 
with few events. Stat Med. 2016;35(7):1159–77.

	16.	 Polson NG, Sokolov V. Bayesian regularization: From Tikhonov to horseshoe. 
Wiley Interdiscip Rev Comput Stat. 2019;11(4): e1463.

	17.	 Lerman C, Schnoll RA, Hawk LW, Cinciripini P, George TP, Wileyto EP, et al. Use of 
the nicotine metabolite ratio as a genetically informed biomarker of response 
to nicotine patch or varenicline for smoking cessation: a randomised, double-
blind placebo-controlled trial. Lancet Respir Med. 2015;3(2):131–8.

	18.	 Fagerström KO. Measuring degree of physical dependence to tobacco 
smoking with reference to individualization of treatment. Addict Behav. 
1978;3(3–4):235–41.

	19.	 Heatherton TF, Kozlowski LT, Frecker RC, Fagerstrom KO. The Fagerstrom Test 
for Nicotine Dependence: a revision of the Fagerstrom Tolerance Question‑
naire. Addiction. 1991;86(9):1119–27.

	20.	 Cox LS, Tiffany ST, Christen AG. Evaluation of the brief questionnaire of 
smoking urges (QSU-brief ) in laboratory and clinical settings. Nicotine Tob 
Res. 2001;3(1):7–16.

	21.	 Hughes JR. Signs and Symptoms of Tobacco Withdrawal. Arch Gen Psychia‑
try. 1986;43(3):289.

	22.	 Hughes JR. Symptoms of Tobacco Withdrawal: A Replication and Extension. 
Arch Gen Psychiatry. 1991;48(1):52.

	23.	 Watson D, Anna L, Tellegen A. Development and Validation of Brief Meas‑
ures of Positive and Negative Affect: The PANAS Scales. 1988;8.

	24.	 Lerman C, Kaufmann V, Rukstalis M, Patterson F, Perkins K, Audrain-
McGovern J, et al. Individualizing Nicotine Replacement Therapy for the 
Treatment of Tobacco Dependence: A Randomized Trial. Ann Intern Med. 
2004;140(6):426.

	25.	 Patterson F, Jepson C, Strasser AA, Loughead J, Perkins KA, Gur RC, et al. 
Varenicline Improves Mood and Cognition During Smoking Abstinence. Biol 
Psychiatry. 2009;65(2):144–9.

	26.	 Jain R, Jhanjee S, Jain V, Gupta T, Mittal S, Goelz P, et al. A Double-Blind 
Placebo-Controlled Randomized Trial of Varenicline for Smokeless Tobacco 
Dependence in India. Nicotine Tob Res. 2014;16(1):50–7.

	27.	 Schnoll RA, Goelz PM, Veluz-Wilkins A, Blazekovic S, Powers L, Leone FT, et al. 
Long-term Nicotine Replacement Therapy: A Randomized Clinical Trial. 
JAMA Intern Med. 2015;175(4):504.

	28.	 Carvalho CM, Polson NG, Scott JG. The horseshoe estimator for sparse 
signals. Biometrika. 2010;97(2):465–80.

	29.	 Carvalho CM, Polson NG, Scott JG. Handling Sparsity via the Horseshoe. :8.
	30.	 Piironen J, Vehtari A. Sparsity information and regularization in the horse‑

shoe and other shrinkage priors. Electron J Stat. 2017;11(2):5018–51.
	31.	 Albano T. Introduction to Educational and Psychological Measurement 

Using R. 2018.
	32.	 Vehtari A, Gelman A, Gabry J. Practical Bayesian model evaluation using 

leave-one-out cross-validation and WAIC. Stat Comput. 2017;27(5):1413–32.
	33.	 Steyerberg EW, Vickers AJ, Cook NR, Gerds T, Gonen M, Obuchowski N, 

et al. Assessing the Performance of Prediction Models: A Framework for 
Traditional and Novel Measures. Epidemiology. 2010;21(1):128–38.

	34.	 R Core Team. R: A language and environment for statistical computing. 
R foundation for Statistical Computing, Vienna, Austria; 2020. Available 
from:https://​www.R-​proje​ct.​org/.

	35.	 Kuhn M, Wing J, Weston S, Williams A. caret: Classification and Regression 
Training. R package version 6.0–86. 2020. Available from:https://​cran.r-​proje​
ct.​org/​web/​packa​ges/​caret/​index.​html.

	36.	 Bürkner PC. brms : An R Package for Bayesian Multilevel Models Using Stan. 
J Stat Softw. 2017;80(1). [cited 2020 Oct 15] Available from:http://​www.​jstat​
soft.​org/​v80/​i01/.

	37.	 Carpenter B, Gelman A, Hoffman MD, Lee D, Goodrich B, Betancourt M, et al. 
Stan: A Probabilistic Programming Language. J Stat Softw. 2017 [cited 2020 
Oct 14];76(1). Available from:http://​www.​jstat​soft.​org/​v76/​i01/.

	38.	 Robin X, Turck N, Hainard A, Tiberti N, Lisacek F, Sanchez JC, et al. pROC: an 
open-source package for R and S+ to analyze and compare ROC curves. 
BMC Bioinformatics. 2011;12(1):77.

	39.	 Harrell Jr FE. rms: regression Modeling Strategies. R package version 6.2–0. 
2021. Available from:https://​cran.r-​proje​ct.​org/​web/​packa​ges/​rms/​index.​html.

	40.	 Patterson F, Grandner MA, Malone SK, Rizzo A, Davey A, Edwards DG. Sleep 
as a Target for Optimized Response to Smoking Cessation Treatment. Nico‑
tine Tob Res. 2019;21(2):139–48.

	41.	 McNamara JPH, Wang J, Holiday DB, Warren JY, Paradoa M, Balkhi AM, et al. 
Sleep disturbances associated with cigarette smoking. Psychol Health Med. 
2014;19(4):410–9.

	42.	 Colrain I, Trinder J, Swan G. The impact of smoking cessation on objective 
and subjective markers of sleep: Review, synthesis, and recommendations. 
Nicotine Tob Res. 2004;6(6):913–25.

	43.	 Effectiveness of a nicotine patch in helping people stop smoking: results 
of a randomised trial in general practice. Imperial Cancer Research Fund 
General Practice Research Group. BMJ. 1993;306(6888):1304–8.

	44.	 Walker MP, Harvey AG. Obligate symbiosis: Sleep and affect. Sleep Med Rev. 
2010;14(4):215–7.

	45.	 Freeman D, Sheaves B, Waite F, Harvey AG, Harrison PJ. Sleep disturbance 
and psychiatric disorders. Lancet Psychiatry. 2020;7(7):628–37.

	46.	 Freeman D, Sheaves B, Goodwin GM, Yu LM, Nickless A, Harrison PJ, et al. 
The effects of improving sleep on mental health (OASIS): a randomised con‑
trolled trial with mediation analysis. Lancet Psychiatry. 2017;4(10):749–58.

	47.	 Fucito LM, Redeker NS, Ball SA, Toll BA, Ikomi JT, Carroll KM. Integrating a 
Behavioural Sleep Intervention into Smoking Cessation Treatment for Smok‑
ers with Insomnia: A Randomised Pilot Study. J Smok Cessat. 2014;9(1):31–8.

	48.	 Watson D, Clark LA, Carey G. Positive and Negative Affectivity and Their Rela‑
tion to Anxiety and Depressive Disorders. J Abnorm Psychol. 1988;97(3):8.

	49.	 Shrestha A, Cornum BR, Vie LL, Scheier LM, Lester MPB, Seligman MEP. 
Protective Effects of Psychological Strengths Against Psychiatric Disorders 
Among Soldiers. Mil Med. 2018;183(suppl_1):386–95.

	50.	 Hirsch JK, Duberstein PR, Chapman B, Lyness JM. Positive affect and 
suicide ideation in older adult primary care patients. Psychol Aging. 
2007;22(2):380–5.

	51.	 Steptoe A, O’Donnell K, Marmot M, Wardle J. Positive affect, psychological 
well-being, and good sleep. J Psychosom Res. 2008;64(4):409–15.

	52.	 Goodrich B, Gabry J, Ali I, Brilleman S. rstanarm: Bayesian applied regression 
modeling via Stan. 2022. Available from:https://​mc-​stan.​org/​rstan​arm/.

Publisher’s Note
Springer Nature remains neutral with regard to jurisdictional claims in pub‑
lished maps and institutional affiliations.

https://www.cochranelibrary.com/cdsr/doi/10.1002/14651858.CD009329.pub2/full
https://www.cochranelibrary.com/cdsr/doi/10.1002/14651858.CD009329.pub2/full
http://link.springer.com/10.1007/978-0-387-84858-7
https://www.R-project.org/
https://cran.r-project.org/web/packages/caret/index.html
https://cran.r-project.org/web/packages/caret/index.html
http://www.jstatsoft.org/v80/i01/
http://www.jstatsoft.org/v80/i01/
http://www.jstatsoft.org/v76/i01/
https://cran.r-project.org/web/packages/rms/index.html
https://mc-stan.org/rstanarm/

	Bayesian regularization to predict neuropsychiatric adverse events in smoking cessation with pharmacotherapy
	Abstract 
	Background 
	Methods 
	Results 
	Conclusions 

	Background
	Methods
	Original study overview
	Psychosocial scales and side-effects checklist
	Outcome definition
	Statistical analysis

	Results
	Discussion
	Conclusion
	Anchor 16
	Acknowledgements
	References


