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ARTICLE INFO ABSTRACT

Keywords: . ) We consider the problem of designing monotone deterministic algorithms for scheduling
Algorithmic mechanism design tasks on related machines in order to minimize the makespan. Several recent papers
gﬂonoml.]e algorithms showed that monotonicity is a fundamental property to design truthful mechanisms for
cheduling . .
this scheduling problem.
We give both theoretical and experimental results. First of all we consider the case of
two machines when speeds of the machines are restricted to be powers of a given constant
¢ > 0. We prove that algorithm LARGEST PROCESSING TIME (LPT) is monotone for any ¢ > 2
while it is not monotone for c < 1.78; algorithm LisT SCHEDULING (LS), instead, is monotone
only for ¢ > 2.
In the case of m > 2 machines we restrict our attention to the class of “greedy-
like” monotone algorithms defined in [Vincenzo Auletta, Roberto De Prisco, Paolo Penna,
Giuseppe Persiano, Deterministic truthful approximation mechanisms for scheduling
related machines, in: Proceedings of 21st Annual Symposium on Theoretical Aspects of
Computer Science. STACS '04, in: Lecture Notes in Computer Science, vol. 2996, Springer,
2004, pp. 608-619]. It has been shown that greedy-like monotone algorithms can be
used to design a family of 2 + e-approximate truthful mechanisms. In particular, in
[Vincenzo Auletta, Roberto De Prisco, Paolo Penna, Giuseppe Persiano, Deterministic
truthful approximation mechanisms for scheduling related machines, in: Proceedings
of 21st Annual Symposium on Theoretical Aspects of Computer Science. STACS '04, in:
Lecture Notes in Computer Science, vol. 2996, Springer, 2004, pp. 608-619], the greedy-
like algorithm UNIFORM is proposed and it is proved that it is monotone when machine
speeds are powers of a given integer constant ¢ > 0. In this paper we propose a new
algorithm, called UNIFORM_RR, that is still monotone when speeds are powers of a given
integer constant ¢ > 0 and we prove that its approximation factor is not worse than that
of UNIFORM. We also experimentally compare the performance of UNIFORM, UNIFORM_RR,
LPT, and several other monotone and greedy-like heuristics.
© 2008 Elsevier B.V. All rights reserved.

1. Introduction

In this paper we consider the problem of designing deterministic monotone algorithms for scheduling tasks on related
machines in order to minimize the makespan (i.e. the maximum completion time). A classical result of game theory [15,2],
states that monotonicity is a necessary condition to design truthful (dominant strategies) mechanisms for problems with
one-parameter agents, such as our scheduling problem.
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Mechanisms are a classical concept of the theory of non-cooperative games [18]. In these games there are several
independent agents that have to work together in order to optimize a global objective function. However, each player has
her own private valuation function, maybe different from the global objective function, and may lie if this can improve her
valuation of the game output, even though this can produce a suboptimal solution. Non-cooperative games can be used to
model problems that have to be solved in market environments where heterogeneous entities have to cooperate to compute
some global function but they compete for “resources” (e.g. the autonomous systems that regulate the routing of traffic in
Internet) [19].

The main idea of the Mechanism Design theory is to pay the agents to convince them to perform strategies that help the
system to optimize the global objective function. A Mechanism M = (A, P) is a combination of two elements: an algorithm
A computing a solution and a payment function P specifying the amount of “money” the mechanism should pay to each
agent. A mechanism is Truthful with Dominant Strategies (in what follows, simply truthful) if its payments guarantee that
agents are not stimulated to lie, whatever strategies other agents perform.

Recently, mechanism design has been applied to several optimization problems arising in computer science and
networking that have been (re-)considered in the context of non-cooperative games [6,20,19].

1.1. State of the art

The celebrated VCG mechanism [8,13,21] is the prominent technique to derive truthful mechanisms for optimization
problems. However, this technique applies only to utilitarian problems, that are problems where the objective function is
equal to the sum of the agents valuation functions (e.g., shortest path, minimum spanning tree, etc.). In the seminal papers
by Nisan and Ronen [16,17] it is pointed out that VCG mechanisms do not completely fit in a context where computational
issues play a crucial role. In fact, VCG mechanisms assume that it is possible to compute an optimal solution of the corre-
sponding optimization problem, while several optimization problems exist that are NP-Hard.

Scheduling is a classical optimization problem that is not utilitarian, since we aim to minimize the maximum over
all machines of their completion times and it is NP-Hard. Moreover, scheduling models important features of different
allocation problems and routing problems in communication networks. Thus, it has been the first problem for which new
techniques, not VCG based, have been introduced. Nisan and Ronen [16,20] consider the problem of task scheduling when
each machine is owned by a different agent that declares the processing times of the tasks assigned to her machine and the
algorithm has to compute the scheduling based on the values declared by the agents. For the case of unrelated machines
they provide an m-approximate truthful mechanism, where m is the number of machines.

The simpler variant of the task scheduling on related machines (in short Q ||Cnayx) is considered in [2]. In this case each
machine i has a speed s; and the processing time of a task is given by the ratio between the weight of the task and the speed
of the machine. This version of the problem has a very interesting property: the valuation of an agent can be expressed as
the product of the load assigned to its machine times a parameter (namely, the inverse of speed). We denote these problems
as problems involving One Parameter Agents. A fundamental result, given in [15,2], shows that a mechanism M = (A, P) for
a problem with one-parameter agents is truthful if and only if algorithm A is monotone. Moreover, in [2] it is shown how
to construct a payment function P4 such that if A is monotone then (A, P,) is a truthful mechanism. It is also proved that
the algorithm that computes the lexicographically minimal optimal solution is monotone. Intuitively, monotonicity means
that increasing the speed of exactly one machine does not make the algorithm decrease the work assigned to that machine
(see Section 2 for a formal definition). The results of [15,2] bring us back to “pure algorithmic problems” as all we need is
to find a good algorithm for the original problem which also satisfies the additional monotonicity requirement. Recently,
several results have been obtained for problems with one-parameter agents, even for other problems such as combinatorial
auctions [1,5].

Several algorithms are known in the literature for Q ||Cpax, but most of them are not monotone. Greedy algorithms were
proposed by Graham in the '60s for the case of identical machines. He proves that the algorithm LARGEST PROCESSING TIME
(LPT), which considers the tasks in non-increasing order by weight and assigns each task to the machine with the minimal
completion time, has approximation ratio (4/3 — 1/(3m)) [12]; algorithm LisT SCHEDULING (LS), which considers tasks
in the same order as given in input, is (2 — 1/m)-approximate [11]. Moreover, a PTAS can be constructed using LPT as a
subroutine [12]: first assign the h largest jobs optimally, for any constant h, and then assign the remaining jobs using the
algorithm LPT. The same algorithms can be also used for Q ||Ciax. In particular, LPT is ¢p-approximate for two machines, where

¢ = 145 is the golden ratio, and rﬂ'l -approximate for m machines [10]. List Scheduling, instead, is O(log m)-approximate

[3,7]. H%)wever, both these algorithms are not monotone [2].

Non-greedy techniques have been used to provide a PTAS for Q ||Cihax [14] and constant approximations for the online
version of the problem [3,6]. However, all these algorithms are intrinsically not monotone.

The first non-trivial monotone algorithm for Q ||Cihax is given in [2], where a randomized 3-approximate mechanism for
Q||Cmax is presented that is truthful in expectation. In [4] a technique is provided to construct a family of (2 + ¢)-approximate
monotone algorithms PTAS-Gc for Q ||Cnayx Starting from a monotone allocation algorithm that is “greedy-like” (i.e. its cost
is within an additive factor of O(tmax/S1) from the cost of LPT, where tn,y is the largest task weight and s; is the smallest
machine speed). The basic idea, derived by the PTAS of Graham, is to combine the optimal scheduling of the largest tasks
with the schedule computed by a monotone “greedy-like” algorithm. In [4] the algorithm UNIFORM is also proposed which
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is greedy-like and it is monotone in the particular case where machine speeds are divisible: that is, each speed belongs to a
set C = {c1, ¢z, ..., Cp, ...} such that for each i, ¢i1; is a multiple of ¢;. Thus, they obtain a family of deterministic truthful
(2 4 ¢)-approximate mechanisms for the case of divisible speeds. This result, combined with payment functions of [2],
implies the existence, for any fixed number of machines, of deterministic truthful (4 4 ¢)-approximate mechanisms for the
case of arbitrary speeds, for any ¢ > 0.

1.2. Our results

In [4] two questions are left open. The first one is whether LPT is monotone in the particular case of divisible speeds; the
second one is whether the algorithm UNIFORM is monotone also in the case of arbitrary speeds.

In this paper we try to answer both questions. With respect to the first question we give answers only for the case of 2
machines (see Section 3). We slightly modify the definition of divisible speeds of [4] and say that speeds are c-divisible if
and only if they are powers of a given positive constant c. We prove that LPT is monotone for c-divisible speeds when ¢ > 2
while it is not monotone when ¢ < 1.78. Moreover, we prove some interesting properties of the schedules computed by
LPT. We also prove that LS is monotone if ¢ > 2. With respect to the second question, we prove that any “UNIFORM-like”
algorithm is not monotone when speeds are not divisible. It is possible to modify the algorithm and obtain monotonicity
but this implies a much weaker approximation factor (see Section 4). We also describe a new algorithm UNIFORM_RR, that
is a variation of UNIFORM, and prove that it is monotone for divisible speeds and for each input it obtains an approximation
factor not worse than UNIFORM (see Section 4.1).

We experimentally evaluate the performances of algorithms UNIFORM and UNIFORM_RR, comparing them to LPT and to
several other “UNIFORM-like” heuristics. We run our experiments assuming arbitrary integer speeds chosen uniformly in a
given range. Obviously, for the algorithms that are guaranteed to be monotone only in the divisible speeds case we round
the speeds of the machines so that we can assume they are 2-divisible. The experiments show that algorithm UNIFORM_RR
outperforms the other considered heuristics both with respect to the worst case and the average case approximation factor
and it is very close to LPT; algorithm UNIFORM, instead, is very close to its theoretical upper bound (see Section 5). A
somewhat surprising result is that best results are obtained by rounding speeds and using algorithm UNIFORM_RR for 2-
divisible speeds. This means that the approximation induced by the rounding of the speeds is not significant in practice.

We also study the performance of the mechanism PTAS-Gc given in [4]. This mechanism uses a greedy-like algorithm as
a subroutine to compute the scheduling. We measure the performance of the mechanism when algorithms UNIFORM and
UNIFORM_RR are plugged into the mechanism. Our comparison is based on both the cost of the solution and the amount of
money that the mechanism has to pay to the agents. The experiments point out that the cost of the solution computed by
the mechanism based on UNIFORM is less than the cost of the solution computed by the mechanism based on UNIFORM_RR.
With respect to the payments, instead, the two algorithms are equivalent: in fact, in more than half of our tests the two
mechanisms pay exactly the same amount of money and there is no significant difference between the total amount of
money paid on average. There are few instances where UNIFORM pays much more than UNIFORM_RR, while on all instances
where UNIFORM_RR pays more than UNIFORM the difference is not significant.

2. The problem

In this section we formally define the Q ||Cpa.x problem. Consider m machines having speeds s = (sq, S, . . ., Sm), With
s1 < 55 < --- < sy, and n tasks of weights o = (t1, t2, ..., t;). In what follows, we simply denote the j-th task with its
weight ;. A schedule is a mapping that associates each task to a machine. The amount of time to complete task j on machine
i is tj/s;. The work of machine i, denoted as wj, is given by the sum of the weights of the tasks assigned to i. The load (or
completion time) of machine i is given by w;/s;. The cost of a schedule is the maximum load over all machines, that is, its
makespan.

Given an algorithm A for Q||Cpax, A(0, ) = (A1(0,5),A(0,5), ...,An(0,s)) denotes the solution computed by A on
input the task sequence o and the speed vector s, where A;(o, s) is the load assigned to machine i. The cost of this solution
is denoted by CosT(A, o, s). In what follows, we omit o and s every time it is clear from the context. Following the standard
notation of game theory, we denote by s_; = (s, S2, ..., Si—1, Si+1, - - - » Sm) the vector of the speeds of all machines except
machine i and we write s = (s_;, ;).

Definition 1 (Monotone Scheduling Algorithms). A scheduling algorithm A is monotone iff for any machine i, keeping fixed
the speeds of the other machines s_;, the work assigned to machine i is not decreasing with respect to s;, that is for any
s; > s/ it holds that

wi(s—i, 5} = wi(s_i, 5).

We denote by oPT(o, s) the cost of the optimal solution. Without loss of generality, we assume that the optimal solution
is lexicographically minimal. As shown in [2], an optimal algorithm that computes the lexicographically minimal solution is
monotone.
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An algorithm A is a c-approximate algorithm if, for every instance (o, s), CosT(A, 0, s) < c - oPT(0, S). A polynomial-time
approximation scheme (PTAS) for a minimization problem is a family + of algorithms such that, for every ¢ > 0 there exists
a (1 4+ ¢)-approximation algorithm A, € 4 whose running time is polynomial in the size of the input and in 1/¢.

LARGEST PROCESSING TIME (LPT) and LiST SCHEDULING (LS) are two greedy algorithms widely used for Q ||Cpax. LPT first sorts
the tasks in nonincreasing order by weight and then process them assigning task t; to machine i that minimizes (w; + t;) /s;,
where w; denotes the work of machine i before task ¢; is assigned; if more than one machine minimizing the above ratio exists
then the machine with smaller index is chosen. LS uses the same rule as LPT to assign tasks to machines, but it processes the
tasks in the same order as they appear in o. For any fixed number of machines, there exists a PTAS for Q ||Cnax that assigns
the h largest tasks optimally, for h large enough, and the remaining tasks with LPT [12].

We introduce now the class of greedy-close algorithms.

Definition 2 ([4] Greedy-close Scheduling Algorithms). A scheduling algorithm A is greedy-close if for any speed vector s and
for any task sequence o we have that

tmax
Cost(A, 0,5s) < CosT(LPT, 0,s) + O s
S1

where t;,x is the largest task of o and s; is the smallest speed in s.

In [4] the monotone scheduling algorithm PTAS-Gc is provided that uses a greedy-close algorithm Gc as a subroutine. This
algorithm splits the task sequence in three parts: the h largest tasks are scheduled optimally; remaining tasks are scheduled
by LPT until it is possible to assign tasks without increasing the makespan obtained in the first phase; the remaining tasks
are scheduled by Gc, independently from the schedule obtained in the first two phases. The following theorem holds.

Theorem 3 ([4]). For any positive integer n and for any ¢ > 0, if Gc is a greedy-close algorithm, then there exists an integer
h > 0 such that for all task sequences o and all speed vectors s of length n,

Cost(PTAS-Gc, 0,5, h) < (2 4+ ¢)or1(0, S)

We say that speeds of the machines are c-divisible, for any constant ¢ > 0, if and only if each speed is a power of c.
We say that the Q ||Ciyax problem is restricted to c-divisible speeds if speeds are c-divisible and each agent can declare only
values that are powers of c.

3. Scheduling on two machines with c-divisible speeds

In this section we consider the case of two machines with c-divisible speeds and give upper and lower bounds on the
values of ¢ that guarantee the monotonicity of algorithms LPT and LS.

We start by showing two interesting properties of the schedules computed by LPT. We first observe that the scheduling
computed by LPT is a Nash Equilibrium: if a task assigned to a machine (say i) is moved to another machine then it has a
completion time that is not smaller than its completion time on machine i. This property has been first proved in [9] and it
is very important in the context of dynamic systems since it implies that the system is in a stable state and no entity has an
incentive to move from its state. Here, for the sake of clarity, we give a formal proof of it.

Claim 4. Let wq, wo, ..., wy be the works assigned to the machines by LPT. For each task t, let i(k) be the machine which ty is

assigned to. Then, for each 1 < j < m, it holds that w’g—“" > :”(—‘k":
j i

Proof. Suppose that our thesis is false and there exists a task t; that is assigned to machine i(k) and a machine j such that
w’g—jt" L;’((: . Without loss of generality we can assume that t; is the smaller task assigned to i(k) (otherwise we can replace
ty with another smaller task assigned to i(k)). Let w{(k) and wjf be the works assigned to machines i(k) and j just before the
algorithm assigns task t. Observe that w]f < wjand w{(k) = Wiy — tk. Thus, we have that

I
wjf + ty - Wiy, + t

3

Sj Si(k)
contradicting the hypothesis that the algorithm assigned task t; to machine i(k). O
Lemma 5. For each speed vector s and for each sequence of tasks o, the schedule computed by LPT on input s and o is such that
foranyi,j, if s; < s;/2 then w; < wj, where wj is the work assigned by the algorithm to machine i.

Proof. Suppose by contradiction that w; > wj and consider a task t assigned to machine i. We have that w’g—“ < % < %
] ) 1

contradicting the hypothesis that LPT assigned task t to machinei. O

’

Let c(A) > O be the smallest real number such that for each ¢ > c(A) the algorithm A is monotone when restricted
to c-divisible speeds. We briefly describe now the argument that we use to lower bound c(A). Consider two speed vectors
s = (s1,82) and s’ = (s, s5), where s’ differs from s only for the speed of one machine (say machine i) and s; < s. For each
sequence of tasks o = (t1, o, ..., t;), we divide the tasks in o in the following four sets with respect to the allocations
computed by A with respect to s and s':
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e T;i(0), fori =1, 2, is the set of tasks of o that are assigned to machine i both with respect to s and s’;
e L(0) is the set of tasks of o that are assigned to machine 1 with respect to s and to machine 2 with respect to s’;
e R(0) is the set of tasks of o that are assigned to machine 2 with respect to s and to machine 1 with respect tos’.

In the following we omit the argument o whenever it is clear from the context. It is easy to see that

T:+L T, +R T: +R T, +L
wils) = ———,  wy(s) = ——,  wis) = —,  wp(s) = .
S1 S2 1 )

(1)

Theorem 6. For any ¢ > 2, the algorithm LPT is monotone when restricted to the case of two machines with c-divisible speeds.

Proof. Suppose by contradiction that LPT is not monotone for c-divisible speeds. Then, there exist two speed vectors
s = (s1 < sp)ands’ = (s < s}), where s’ has been obtained from s by increasing only one speed, and a sequence of
tasks o = (o', t) such that the scheduling of the tasks in o computed by LPT with respect to s and s’ is not monotone.
Without loss of generality assume that o is the shortest sequence that LPT schedules in a not monotone way. This means
that the schedule of o’ is monotone while the allocation of t destroys the monotonicity. We distinguish three cases.

First of all, consider the case s, > c - s,. Since, by hypothesis, the schedule of ¢’ is monotone while the schedule of o is
not monotone we have that w, (¢, s) < wy(c’,s") and wy (o, s) > w, (o, s'). By Eq. (1) it follows that

R(c") < L(c’) < R(c’) +t. 2)
Moreover, since t is the smallest task of o we have that

R(c") = L(c")/2. (3)

Observe now that if LPT on input s assigns task t to machine 2 then [ ("/)J;L("/)“ >k ("/)tf("/)“ , from which we obtain

s
T,(o') < ?2 (Ti(0") + L(o") +t) —R(o") — t. (4)
1
Similarly, if LPT on input s’ assigns task ¢t to machine 1 then - (@) tR@D+t o T2(”/HS',L(”/>H, from which we obtain
1 2
S/
L)+ 1)+t = 2(Ti(0) +RE") + 0. (5)
1

Substituting Eq. (4) in Eq. (5) we obtain that
/
2

L") = 2(Ty(0)) + R(@") + 1) — Ty(o') — t
1

S

> z—z(n (o) +R(&") + ) — i—zm (@) + L") + ) + R(o") +t — ¢
1 1

v

252 ’ / 2 ’ / /
?(ﬂ(o )+ R(@) +1t)— g(T1(U)+L(o)+t) +R(e")+t—t
= zin ) + z—Z(ZR(a’) F2— L) — )+ R+ ) —t

1 1

S2 ’ $2 ’ / $2 /
= =T1(6")+ =QR(c") = L(c")) +t ( — 1) + (R(o’) + 1)
S1 S1 S1

IV

(R(e") + 1)

where the last inequality holds since by hypothesis 2% > 1and, by Eq.(3),R(c”) > L(c”")/2. However, this contradicts Eq. (2)
and therefore there is no instance o for which the schedule computed by LPT is not monotone.

The case s, > s7 > c - sy can be reduced to the previous case by observing that if there exists o such that wq(o,s) >
w1 (o, ') then it holds that w, (o, s) < w, (o, s'). However, the schedules computed by LPT with respect to s and s’ are equal
to the schedules computed with respect to speed vectors (1, s,/s1) and (1, s,/s)), where s, /s < s3/s1.

The case s} > s, follows from Lemma 5. O

The previous theorem implies that a deterministic monotone algorithm exists for Q ||Cpnax On two machines.

Corollary 7. There exists a deterministic monotone algorithm for scheduling tasks on two related machines with approximation
factor not greater than 2¢.

Proof. Consider the sequence of tasks o and the speed vector s = (s1, 53). We first compute s’ = (s}, s5), where s = 2Llogsil
and then run LPT on ¢ and s’. By Theorem 6 the scheduling produced by this algorithm is monotone. The approximation
factor of LPT on two machines is less than ¢ [10]. We have to add a factor of 2 for the rounding of the machine speeds. O
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Table 1
Schedules of 0 = (y,x,x/2 +
2¢,x/2 —¢) produced by LPT on

inputs = (1,c) and s’ = (1, c?)
Speed 1 c
Tasks X y
x/2 + 2¢
x/2—¢
Speed 1 @

Tasks  x/2+2¢ y
X/2—¢ X

Notice that a better approximation factor is obtained by the simple algorithm that schedules all tasks on the fastest
machine. However, this Corollary is interesting because it suggests a possible way to give monotone algorithms for the case
of m machines: given an algorithm A that is monotone for c-divisible speeds, round down the speeds of the machines to
powers of ¢ and then use A to compute a scheduling with respect to the rounded speeds.

Intuitively, Theorem 6 states that LPT is monotone if a machine that wants to reduce its speed has to do it in a significant
way (at least half in this case). It is interesting to study which is the value of c(LPT). Next Lemma gives a constructive lower
bound on this value.

Lemma 8. For any ¢ < 1.78, the restriction of LPT to two machines and c-divisible speeds is not monotone.

Proof. Consider the sequence of tasks ¢ = (y > x > x/2+2¢ > x/2 — &) and the speed vectors s = (1, ¢) and s’ = (1, c?).
Without loss of generality we assume ¢ > 1, otherwise we can simply scale the speeds down. Assume that LPT schedules
tasks of o as shown in Table 1 when receives in input s and s’, respectively. Clearly, this schedule is not monotone since
machine 2 receives a total load of y 4+ x + & with speed c and a total load of x 4+ y with speed c?. In the following we give
conditions on y, x and ¢ in order to have LPT producing the schedules given in Table 1.

We observe that LPT on input s produces the schedule given in Table 1 when

X
yj: > x (6)
and
X 3
J# < EX —e&. (7)

Similarly, LPT, on input s’, produces the schedule given in Table 1 when

X
y; <X 8)
and
X+x/2—
y——l— +c2/ 8>x+s. 9)

By trivial computations it can be seen that for any ¢ < 1.78 it is possible to choose y, x and ¢ so that previous inequalities
hold. In particular, for c = 1.78 we can takey = 113.5,x = 68, & = 0.005. O

The argument of the proof of Lemma 8 cannot be extended since for any ¢ > %ﬁ

¢ in order to satisfy Eqgs. (6)-(9).

it is not possible to choose y, x and

Theorem 9. For any ¢ > 2, the algorithm LS is monotone when restricted to the case of two machines with c-divisible speeds.

Proof. The proof is similar to Theorem 6. Suppose by contradiction that LS is not monotone for c-divisible speeds and let
s = (s1,s2) and s’ = (s1, s;) be two speed vectors that differ only on one speed and let ¢ = (¢’, t) be a minimal length
sequence of tasks such that the schedules of o produced by LS on input s and s” are not monotone. Thus, the schedules of ¢’
are monotone while the assignment of task t destroys the monotonicity.

Consider first the case where s, > c - s,. In this case we can state that LS assigns t to machine 2 if it receives in input s,
and it assigns t to machine 1 if it receives in input s’. Observe that Eq. (2) holds also in this case and we have that

Ti(c’) +R(c’) +t - T(6") +L(c") +t - T,(o") +L(c") +t

S S5 sy
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Algorithm UNIFORM

Input: a task sequence o, speed vector s = (s, 82, ..., 8y, With

51 Ssigu-gsm

(1) run algorithm LPT to allocate the task sequence o on S =
3, s identical virtual machines;

(2) order the virtual machines by nondecreasing load [y, .. ., ls.
(3) Let g := GCD(sy,$2,...,8,) and partition the virtual ma-
chines into g blocks Bj,...,B,, each consisting of S/g con-

secutive virtual machines. For 1 < i < gand 1 < k < S/g,
denote by By, the k-th virtual machine of the i-th block. Thus

the virtual machine Bj; has load I(,‘_l)%“.
(4) For 1 <j<mlet k; = éZf:'ll s; then machine j receives the
load of virtual machines Bigjt1s- -4 By, L for 1 <i<g.
1T g

Fig. 1. Algorithm UNIFORM.

Thus, we have that

L") > Csﬂm (') +R(@") + 1) — Ty(o') — t
1

%

cSy , , $2 , / ’
;(Tl(d)—l—R(a)—l—t)—;(Tl(a)—i-L(a)—i-t)—i-R(G)—l—t—t

’ S2 ’ $2 ’ ’ 52 ’ $2
Re)+t+(c—1)—Ti(0c)+ —(R(0") —L(o) +t)+ (c—1)—R(c") + ((C—Z)f - 1) t,
S1 $1 S1 S1

where the second inequality follows from Eq. (4). Observe now that, sincec > 2 and s, > s;, we have that (c — 1) %Tl (o) >

0, (c— 1)%R(a/) > 0and ((c - 2)% - > t > 0. Thus, we can conclude that

S2 / S2 ,
<1+f>L(U)2 <1+—) (R(c) + 1)
S1 S1
that contradicts Eq. (2).
The proofs of the cases where machine 1 increases its speed are the same as the proofs of the same cases in Theorem 6. O

4. UnirorM-like algorithms

In this section we prove that algorithm UNIFORM, proposed in [4], is not monotone with respect to not divisible speeds.
In all this section we assume that machine speeds are positive integers.

We start by giving a short description of the algorithm (the code of the algorithm is given in Fig. 1), while we refer
the interested reader to [4] for a complete description. Algorithm UNIFORM works in two phases: first it uses LPT as a
subroutine to compute a schedule of the tasks to S = Y " s; identical “virtual machines”; then, it assigns to each real
machine i the work assigned to s; virtual machines in such a way that each virtual machine is assigned to only one real
machine. To guarantee the monotonicity of UNIFORM the mapping of the virtual machines to the real machines is such that
wi/s1 < wa/S; < -++ < wy/Sy. In particular, UNIFORM partitions the virtual machines into g blocks of the same size,
where g is equal to GCD(s1, S2, . . ., Sm), in such a way that each virtual machine of block i has a work greater than any other
machine in a blockj < i. Finally, for each block i, fori = 1, 2, ..., m, it assigns s;/g consecutive virtual machines to the real
machine i, starting from the virtual machine with less work.

In [4] it is proved that UNIFORM is greedy-close and it is monotone in the particular case of divisible speeds. The question
whether UNIFORM is monotone also when speeds are not divisible is left open. Theorem 10 gives a negative answer to this
question.

Theorem 10. Algorithm UNIFORM is not monotone with respect to not divisible speeds.

Proof. We prove the Theorem by constructing an example where the allocation computed by algorithm UNIFORM is not
monotone. Consider the task sequence o = (2, 2, 2, 1, 1, 1) and the speed vectors s = (3, 8) and s’ = (2, 8). Observe that
on input (o, s) algorithm UNIFORM partitions the virtual machines in only one block and assigns all the load to machine 2
(see Fig. 2(a)): thus, we have a work equal to 0 for machine 1 and a work equal to 9 for machine 2. On input (o, s’), instead,
algorithm UNIFORM splits the virtual machines in 2 blocks producing the schedule given in Fig. 2(b), where machine 1 obtains
a work of 2. Thus, the algorithm is not monotone because machine 1 increases its load while reducing its speed. O

The proof of Theorem 10 shows that any algorithm based on the partition of virtual machines in blocks will not be
monotone if the number of blocks depends on the speeds of the machines. We can modify UNIFORM, so thatitsetsg = 1and it
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Fig. 2. An example of non monotone scheduling computed by UNIFORM. In (a) it is given the scheduling computed for s = (3, 8); in (b) it is given the
scheduling computed for S’ = (2, 8).

Algorithm UNiFORM_RR
Input: a task sequence o, speed vector s = (s1, Sa, . .., 8;), With
51<8 <. .. < S,
(1) Run algorithm LPT to allocate tasks of ¢ on S = 37, s;
identical virtual machines.
(2) Order the virtual machines by nondecreasing load I, ..., ls.
(3) Set g := GCD(sy,$2,...,8,) and partition the virtual ma-
chines into g blocks By, ..., B, each consisting of S/g con-
secutive virtual machines. For 1 <i < gand 1 < k < S/g,
denote by By the k-th virtual machine of the i-th block.
Thus the virtual machine B;; has load l(i—l)g-:-k-
(4) For each block j
(a) set k; = s;/g, for 1 <i <m, and z = 1.
(b) for 1 < k< 8S/g
o while &, = 0 set = (x4 1) mod m. Then, allocate
the total load of the virtual machine Bj; to the real
machine = and set k, =k, — 1.

Fig. 3. Algorithm UNIFORM_RR.

[2 | s

s, s, s, s, S s, s, s, S s, s, S s, S

Fig. 4. Assignments computed by UNIFORM (left) and UNIFORM_RR (right) on an instance with two machines with speeds s = (3, 4). UNIFORM produces an
assignment with makespan equal to 19.75; UNIFORM_RR produces an assignment with a makespan equal to 16.25.

considers all the virtual machines as in the same block. This new algorithm is monotone but it obtains a weak approximation
since the assignment of the virtual machines to real machines is completely unbalanced (see Fig. 4(a)). We describe now a
variation of UNIFORM that computes g = GCD(sy, Sa, . . ., Si) blocks but it makes a more clever assignment of the virtual
machines of each block to the real machines.

4.1. Algorithm UNIFORM_RR

Several variations of UNIFORM can be designed, differing for the strategy used to assign virtual machines of a block to the
real machines. In this paper we restrict our attention to algorithms that allocate virtual machines to real machines while
preserving the property that for each block B and for each pair of machines i, j, withs; < s;, the total load assigned to machine
i in block B must be not greater than the total load assigned to machine j. We require this property since it is a sufficient
condition to guarantee the monotonicity of the allocation.

We now describe algorithm UNIFORM_RR, that uses a round-robin strategy to assign virtual machines of a block to real
machines, starting from the virtual machine with lowest work that is assigned to the real machine with lowest speed.
Algorithm UNIFORM_RR is described in Fig. 3. In Fig. 4 it is given evidence of the more balanced scheduling computed by
UNIFORM_RR by showing the assignments computed by UNIFORM and UNIFORM_RR on an instance of 7 virtual machines.
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Fig. 5. An example of partitioning the virtual machines of a block in rounds.

In the rest of the section we prove that algorithm UNIFORM_RR is monotone when restricted to c-divisible speeds, for any
positive integer c, and it is (2 + ¢)-approximate. The proof of the monotonicity of UNIFORM_RR is a technical extension of
the proof of monotonicity of UNIFORM, given in [4].

Consider the allocations computed by algorithm LPT on N and N’ = N + d identical machines. We denote by

- L; the load of the i-th least loaded machine when LPT allocates tasks on N identical machines;
- I; the load of the i-th least loaded machine when LPT allocates tasks on N + d identical machines.

The following technical result is fundamental for our proof.

Lemma 11 ([4]). Consider the allocations computed by the algorithm LPT on N and N’ = N + d identical machines, respectively.
Then, for 1 <i < Nand 0 < k < d it holds that

livk <L
i+l <L

Consider a block B. We partition the virtual machines of B in rounds, where around is a set of consecutive virtual machines
such that each virtual machine is assigned to a distinct real machine (see Fig. 5 for an example). It can be easily seen that the
machines of B are partitioned in s, /g rounds. Moreover, if round i contains a virtual machine assigned to the real machine
j then it contains also virtual machines assigned to all the real machines k, with k > j. To prove the monotonicity of the
algorithm we have to show that increasing the speed of one machine the work assigned to such a machine does not decrease.
In the following we denote by w;(s) the work assigned to the machine i when the algorithm receives in input the vector
speed s.

Theorem 12. For any integer ¢ > 0, algorithm UNIFORM_RR is monotone when restricted to c-divisible speeds.

Proof. Lets = (s, Sy, ..., Sm) be a vector of machine speeds that is c-divisible and denote by s’ the vector obtained from
s by substituting s; with s; > ¢ - s;. Thus, the algorithm UNIFORM_RR uses S = }.s; virtual machines when it receives in
input s while it uses S’ = S + (s} — s;) virtual machines when it receives in input s’. We will show that the algorithm, on
input s, allocates to machine j some work that is not greater than the work that the algorithm allocates to the same machine
on input s'. For the sake of clarity we prove the theorem only for the case where ¢ = 2, s]f = 2sjand thus S’ = S + ;. The
general case is a trivial generalization of this case.

We distinguish two cases depending on the value of j. In fact, when j # 1 the number of blocks constructed by the
algorithm on input s is the same as the number of blocks constructed on input s’; whenj = 1, instead, the number of blocks
constructed on input s’ is twice the number of blocks constructed on input s.

e [j # 1] Denote by B;(t) the i-th block of virtual machines constructed by the algorithm on input the speed vector t.
Observe that |B;(s)| = S/s1, [Bi(s)| = (S + sj)/s1 and if the index of the first virtual machine of B;(s) is a then the first
index of Bi(s") is @’ = a + d, where d < s;. Suppose first that s; < s;;; and thus machine j does not change its position
in the speed vector (note that the speed vector is sorted). In this case the first s; rounds of the algorithm allocate virtual
machines to real machines in the same order. Thus if, on input s, machine h # j in round r receives the work of the
virtual machine x then the same machine, on input s’ receives in round r the work of the virtual machine x’ < x + d. By
Lemma 11 for each machine h < j it holds that [y, < L,. Summing over all the blocks we obtain that for each machine
h # j we have that wy(s) > wp(s'), and this implies that w;(s) < w;(s’).

Suppose now that s} > sj1 and machine j moves to positionj’ in s’ (and thus s; = sj;q = - - - = sy ). We have to prove
that wj(s) < wy(s'). Observe that in this case all machines with indices from j to j' change their position in the round
robin allocation computed by the algorithm. However, since, for each 1 < h < m, algorithm UNIFORM_RR assigns a load
to the h-th machine not greater than the load assigned to the (h+ 1)-th machine, we know that w;(s) < wj (s). Thus, itis
sufficient to prove that wy (s) < wy (s'). Without loss of generality assume thatj’ = j+ 1. The general case can be proved
by repeatedly applying the same argument to pairs of machines G+ 1,j+2), G+ 2,7+ 3),..., (' — 1,j). Consider
now a new vector s, obtained from s by exchanging machines in position j and j + 1. Notice that the algorithm computes
the same allocation on input s and s and thus wj;1(s) = wj1(5). Consider now the vector 5 obtained by § substituting



182 P. Ambrosio, V. Auletta / Theoretical Computer Science 406 (2008) 173-186

Sj+1 with 25;,. Observe that s’ = 5" and by the previous case Wj+1(S) < Wjp @) = wj41(s"). Putting things together, we
have that

w;i(s) < wj1(s)
= wj41(5)
< wj+1(§,)
= wj1(s).
e [j = 1]If s} < s, then machine 1 does not change its position in the round robin allocation and it receives the works of

the first virtual machine of each block. However, the number of blocks doubles. Observe that the first machine of B;(s),

for 1 <i < sy, has index a(i) = (i — 1)% + 1, while the first index of B;(s'), fora < i < 2sq,is @' (i) = (i — ])sztjl +1.

Since a'(2i — 1) — a(i) =i — 1 < sy, then by Lemma 11 we have that Lyg) < lai) + lagy+1 < lo@i-1) + lo (29 Finally, we
can conclude that

251

S1 51
wi(s) =Y Ly < O lwicn +leey = Y _ lee = wi(s).
i=1 i=1 i=1

The case where machine 1 changes its position in s’ can be solved as the similar case forj # 1. In fact, in this case s; = s,
and the number of blocks constructed by the algorithm is the same on inputsands’. O

In order to give an upper bound on the approximation factor of UNIFORM_RR, we show that for any speed vector s and
any task sequence o it holds that

CosT(UNIFORM_RR, o, s) < CosT(UNIFORM, 0, S).

In [4] it is proved that the makespan of UNIFORM is obtained by machine m. We prove that a similar property holds also
for UNIFORM_RR.

Lemma 13. For any speed vector s = (s1, S2, ..., Sm) and any task sequence o it holds that
CosT(UNIFORM_RR, 7, 5) = Wy /Sm,
where m is the fastest machine and wy, is the work assigned to this machine.
Proof. We prove the lemma by showing that for each block B the load assigned to machine m in block B is greater than or
equal to the load assigned in the same block to any other machine.

Letx; <X < - < X5 gandy; <y, < -+ < Vsi/g be the loads of the virtual machines assigned to machine m and j,
for any j < m, respectively. We observe that x, > y, for 1 < h <s;/g and x, > Ysi/g forsj/g < h < sn/g.Then,

1 sm/g 1 Sj/8g
— Xp > — yn. O
Sm 3 Si =t
Lemma 14. For any speed vector s = (Sy, Sa, . . ., Sm) and any task sequence o it holds that

CosT(UNIFORM_RR, ¢, s) < CosT(UNIFORM, G, S).

Proof. By Lemma 13 it is sufficient to prove that UNIFORM_RR assigns to machine m a total load not greater than the load
assigned by UNIFORM to the same machine.

Observe that the two algorithms compute the same assignment of tasks to the virtual machines and the same partition
of virtual machines in blocks. Thus, it is sufficient to prove that the load assigned by algorithm UNIFORM_RR to machine m
for each block B is not greater than the load assigned by UNIFORM to the same machine. Let x; < X, < --- < X, /¢ and
Y1 < Y2 < -+ < Ys,/g be the works of the virtual machines of block B assigned to machine m algorithms by UNIFORM and
UNIFORM_RR, respectively. It can be easily seen that x;, >y, for 1 < h < s,,/g and the lemma follows. O

Theorem 15. For any speed vector s = (s1, S, ..., Spm) and any task sequence o it holds that
CosT(UNIFORM_RR, 7, 5) < (2 4+ ¢)oP1(0, S).

Proof. The theorem follows by Lemma 14 and Theorem 16 of [4]. O
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Table 2
Algorithms considered in our testing and their theoretical
approximation factors

Upper bounds to approximation factors of monotone

scheduling algorithms

LARGEST PROCESSING TIME (G2
LARGEST PROCESSING TIME RESTRICTED "%
UNIFORM G =1 4+e)
UNIFORM G = 1 RESTRICTED 4+e)
UNIFORM RESTRICTED 4+e)
UNIFORM_RR G =1 4+e)
UNIFORM_RR G = 1 RESTRICTED (4+¢)
UNIFORM_RR RESTRICTED 4+e)

Table 3
Summary of the number of instances performed in each run

Jobs Machines Instances

B=1 p=2 PF=3 P=4 Pp=5 PF=6

10 4 3690 7380 11070 14760 22140 29520

25 5 3690 11070 14760 19680 29520 39360

100 10 5538 17694 33232 54310 66466 88620
Table 4

Average Competitive ratio computed on all the instances

Average approximation factors of monotone

scheduling algorithms

LPT 1.377031
LPT RESTRICTED 1.777902
UNIFORM MCD =1 4692374
UNIFORM MCD = 1 RESTRICTED 4.062987
UNIFORM RESTRICTED 3.387385
UNIFORM ROUND-ROBIN MCD =1 2.935213
UNIFORM ROUND-ROBIN MCD = 1 RESTRICTED  2.600026
UNIFORM ROUND-ROBIN RESTRICTED 1.988051

5. Experimental results

In this section we describe the results of an experimental analysis on the performance of several monotone scheduling
algorithms. We have performed three different experiments:

e in the first experiment we have measured the approximation factors of several monotone heuristics, comparing them to
the approximation of LPT;

e in the second experiment we have measured the approximation factors of the algorithms obtained by plugging different
monotone greedy-like algorithms in the scheme described in [4];

e in the third experiment we have measured the total quantity of money paid by the mechanisms induced from the
algorithms UNIFORM and UNIFORM_RR.

In our test we have considered three basic algorithms: LPT, UNIFORM and UNIFORM_RR. We have also considered several
variations of these three algorithms, obtained by changing the number of blocks, if used, or rounding the speeds of the
machines. In particular, the restricted versions of the three algorithms take in input the machine speeds, round up the
speeds to a power of 2 and then compute the scheduling. Table 2 summarizes the algorithms we have considered in our
testing.

We have performed experiments with respect to arbitrary speeds. We executed our measures on three different runs:
in each run we fix the number of machines and the number of tasks and select speeds uniformly in a range [1, 2#] with
1 < B < 6 and task weights uniformly in a range [1, 2*] with 0 < « < 8. Table 3 gives a summary of the instances
performed in each run. For each instance we have measured the makespan and the approximation factor. Then we have
computed the average makespan, the average approximation factor and the worst case approximation factor in each run.
We have also performed similar experiments for speeds and weights selected according to a normal distribution and for
2-divisible speeds. The results obtained are similar and we omit them.

Fig. 6 shows the worst case approximation factors obtained in the three runs. Table 4, instead, shows the average
approximation factors, where the average is computed on the set of all the instances.

Experiments give evidence that UNIFORM_RR obtains the best results among the monotone algorithms considered in our
testing. Its approximation factor is very close to LPT, both in the worst case and in the average case.
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Algorithm Label | Algorithm Label
LPT (1) UNIFORM RESTR. (5)
LPT RESTR. (2) || UxirormM RR MCD=1 (6)
UNIFORM MCD=1 (3) || UniForM RR MCD=1 rEsTR. | (7)
UNIFORM MCD=1 RESTR. | (4) | UNIFORM RR RESTR. (8)

Fig. 6. Worst case approximation factors obtained in our testing. (a) 10 tasks and 4 machines (b) 15 tasks and 5 machines (c) 100 tasks and 15 machines.

3
251
o 2]
©
o
£ 1.5
= 1.9
"é-’. B h=0
2 0O h=3
S 4
O h=5
| h=8
0.5
0+
Unitorm MCD=1 " yniform MCD=1 Uniform restricted Uniform Round  Uniform Round  Uniform Round
restricted Robin MCD=1 Robin MCD=1 Robin restricted
restricted
Algorithms

Fig. 7. Average approximation factor of PTAS-Gc, computed on all the instances of our testing, for different selections of Gc and h.

UNIFORM, instead, obtains an approximation factor that is very close to the theoretical bound. An unexpected result is
that the restricted version of UNIFORM_RR obtains better results than the unrestricted version of the same algorithm and its
performance improves when the number of tasks increase. Our interpretation is that the restricted version of the problem
uses more blocks and thus obtains a more balanced assignment of virtual machines to real machines, counterbalancing the
approximation induced by the rounding of the machine speeds.

We have also experimentally measured the impact of the proposed greedy-close monotone algorithms on the
performance of the PTAS-Gc algorithm defined in [4]. Notice that PTAS-Gc takes three inputs: the task sequence, the speed
vector and a parameter h, that is the number of tasks that are allocated optimally in the first phase of the algorithm. Our
testing is organized in two runs: the first run is performed on instances with 15 tasks and 4 machines; the second run is
performed on instances with 25 tasks and 5 machines. For each instance of o and s we run the algorithm with h € {0, 3, 5, 8}
(see Fig. 7 for a summary of the approximation factors and the computation times).

Our experiments point out two interesting aspects: the first one is that, since the largest tasks are assigned optimally,
the difference in the performance between UNIFORM_RR and the other heuristics is significantly smaller; the second one is
that all the considered heuristics, except for UNIFORM_RR, improve their performance when h increases. In particular, for
h sufficiently large, algorithm UNIForM outperforms UNIFORM_RR. Moreover, we notice that the computation time grows
dramatically when h increases (see Fig. 8), while the approximation factor is improved only by a small factor.
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Fig. 8. Average computation times of PTAS-Gc, computed on all the instances of our testing, for different selections of Gc and h.

Table 5
Summary of the number of instances computed in each run and the average total
payment
Instances  E[P(UNIFORM)]  E[P(UNIFORM_RR)]
100 tasks and 10 machines  100.000 7.979 7.935
25 tasks and 5 machines 100.000 1.857 1.851
15 tasks and 4 machines 88.560 1.149 1.147
Table 6

Maximum difference between payments computed by mechanisms induced on
algorithms UNIFORM and UNIFORM_RR

100 tasks 25 tasks 15 tasks

10 machines 5 machines 4 machines
max(P(UNIFOorRM) — P(UNIFORM_RR))  8.660, 8 3.490, 7 1.423,8
max(P(UNIFORM_RR) — P(UNIFORM))  743,3 541,5 375

Finally, we have considered the truthful mechanisms obtained from algorithms UNIForRM and UNIFORM_RR using the
payment functions described in [2]. We have organized the experiment in three different runs: for each run we have fixed
the number of machines and tasks and we have computed several instances by selecting the weights of the tasks and the
speeds of the machines as in the previous experiments. Table 5 summarizes the number of instances computed in each run
and the average payment computed in each run. It can be easily seen that the the average payments are approximately
equal. In more than half of the instances the two mechanisms computed exactly the same payments and in the remaining
instances the difference between the payments is always small (see Table 6).

6. Conclusion

The contribution of this paper is twofold. From a theoretical point of view, we have proven that greedy algorithms like
LPT and LS are monotone if we restrict our study to the case of 2 machines with c-divisible speeds, for large enough c. This
implies that greedy algorithms can be made monotone with a loss in the approximation factor. We think that this technique
can be extended to the case of m > 2 machines.

From an experimental point of view we have analyzed several heuristics, based on the algorithm UNIFORM, and proved
that making cleverer assignments of virtual machines to real machines can significantly improve the performance of
the algorithm. In particular, we have shown that in several cases rounding machine speeds and using a “UNIFORM-like”
scheduling algorithm (i.e. algorithm UNIFORM_RR) can yield better results than solving the problem with respect to the
original speeds. However, if we could prove that LPT is monotone for c-divisible speeds, for a small ¢, we could obtain even
better approximations.
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