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This paper deals with the problem of stability for a class of Lur’e systems with interval time-
varying delay and sector-bounded nonlinearity. The interval time-varying delay function is not
assumed to be differentiable. We analyze the global exponential stability for uncertain neutral
and Lur’e dynamical systems with some sector conditions. By constructing a set of improved
Lyapunov-Krasovskii functional combined with Leibniz-Newton’s formula, we establish some
stability criteria in terms of linear matrix inequalities. Numerical examples are given to illustrate
the effectiveness of the results.

1. Introduction

In many practical systems, models of system are described by neutral differential equations,
in which the models depend on the delays of state and state derivatives. Heat exchanges,
distributed networks containing lossless transmission lines, and population ecology are
examples of neutral systems. Because of its wider application, therefore, several researchers
have studied neutral systems and provided sufficient conditions to guarantee the asymptotic
stability of neutral time delay systems, see [1-6] and references cited therein.

It is well known that nonlinearities may cause instability and poor performance of
practical systems, which have driven many researchers to study [3-9]. Many nonlinear
control systems can be modeled as a feedback connection of a linear neutral system and a
nonlinear element. One of the important classes of nonlinear systems is the Lur’e system
whose nonlinear element satisfies certain sector constraints. Lur’e systems with sector bound
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have been widely interested in the control system such as Kalman-YaKubovih-Popov lemma,
Popov criterion, and Circle criterion [10-12]. On the other hand, it is well known that the
existence of time delay in a system may cause instability and oscillations. Example of time
delay systems are chemical engineering systems, biological modeling, electrical networks,
physical networks, and many others, [3-5].

The stability criteria for system with time delays can be classified into two categories:
delay-independent and delay-dependent. Delay-independent criteria does not employ any
information on the size of the delay; while delay-dependent criteria makes use of such
information at different levels. Delay-dependent stability conditions are generally less
conservative than delay-independent ones especially when the delay is small. In most of the
existing results, the range of time-varying delay considered in paper is form 0 to an upper
bound. In practice, the range of delay may vary in a range for which the lower bound is
not restricted to be 0, that is, interval time-varying delay. A typical example with interval
time delay is the networked control system, which has been widely studied in the recent
literature (see, e.g., [3, 13, 14]). However there are fewer results for removing restriction to
the derivative of interval time-varying delays. Therefore their methods have a conservatism
which can be improved upon.

It is known that exponential stability is more favorite property than asymptotic
stability since it gives a faster convergence rate to the equilibrium point, the decay rates (i.e.,
convergent rates) are important indices of practical systems, and the exponential stability
analysis of time-delay systems has been a popular topic in the past decades; see, for example,
[3, 13, 15] and their references. In [13], delay-dependent exponential stability for uncertain
linear systems with interval time-varying delays, in [15], global exponential periodicity
and global exponential stability of a class of recurrent neural networks with time-varying
delays.

Recently, there are many research study on the asymptotic stability of a class of neutral
and Lur’e dynamical systems with time delay, see, for example, [8, 9, 16, 17]. The problems
have been dealt with stability analysis for neutral systems with mixed delays and sector-
bounded nonlinearity [8], robust absolute stability criteria for uncertain Lur’e systems of
neutral type [16], and robust stability criteria for a class of Lur’e systems with interval time-
varying delay [9]. However, it is worth pointing out that, even though these results above
were elegant, there still exist some points waiting for the improvement. Firstly, most of the
work above the time-varying delays are required to be differentiable. In fact, the constraint
on the derivative of the time-varying delay is not required which allows the time-delay to be
a fast time-varying function. Secondly, in most studies on the asymptotic stability of Lur’e
dynamical systems still need to be improved to the exponential stability.

Based on the above discussions, we consider the problem of robust stability for a
class of uncertain neutral and Lur’e dynamical systems with sector-bounded nonlinearity.
The time delay is a continuous function belonging to a given interval, which means that the
lower and upper bounds for the time varying delay are available, but the delay function
is not necessary to be differentiable. To the best of the authors knowledge, there were
no global stability results for uncertain neutral and Lur’e dynamical systems with some
sector conditions [8, 9, 16, 17]. Based on the construction of improved Lyapunov-Krasovskii
functionals combined with Liebniz-Newton’s formula and the integral terms, new delay-
dependent sufficient conditions for the uncertain neutral and Lur’e dynamical of system are
established of LMIs. The new stability condition is much less conservative and more general
than some existing results. Numerical examples are given to illustrate the effectiveness of our
theoretical results.
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The rest of this paper is organized as follows. In Section 2, we give notations, defini-
tion, propositions, and lemma to be used in the proof of the main results. Delay-dependent
sufficient conditions for uncertain neutral and Lur’e dynamical systems with sector-bounded
nonlinearity are presented in Section 3. Numerical examples illustrated the obtained results
and are given in Section 4. The paper ends with conclusions in Section 5 and cited references.

2. Problem Formulation and Preliminaries

The following notation will be used in this paper: R* denotes the set of all real nonnegative
numbers; R" denotes the n-dimensional space and the vector norm || - ||; M™" denotes the
space of all matrices of (n x r)-dimensions. AT denotes the transpose of matrix A; A is
symmetric if A = AT; I denotes the identity matrix; A(A) denotes the set of all eigenvalues of
A; Anax(A) = max{Re); A € L(A)}. x; := {x(t+5s) : s € [-h,0]}, ||x¢]| = supse[_hlo]Hx(t +9)|;
C([0,t], R™) denotes the set of all R"-valued continuous functions on [0, t]; Matrix A is called
semipositive definite (A > 0) if xT Ax > 0, for all x € R"; A is positive definite (A > 0) if
xTAx > 0 for all x#0; A > B means A — B > 0; diag(c1,ca,...,cm) denotes block diagonal
matrix with diagonal elements ¢;, i = 1,2,...,m. The symmetric term in a matrix is denoted
by *.

Consider the following uncertain Lur’e system of neutral type with interval time-
varying delays and sector-bounded nonlinearity:

x(t) = Cx(t—n(t)) = (A+ AA(E))x(t) + (A1 + AA; (1) x(t — h(t)) + (B+ AB(t)) f(o(t)),
o) =H"x(t) = |hy hy -~ hp Tx(t), vt >0,
x(t+s)=¢(t+s), x(t+s)=¢(t+s), se[-m0], m=max{hy,n},

2.1)

where x(t) € R" is the state vector; o(t) € R" is the output vector; A € R™", B € R™™,
C e R, Ay € R™™", H € R™™ are constant known matrices; f(o(t)) € R™ is the nonlinear
function in the feedback path, which is denoted as f for simplicity in the sequel. Its form is
formulated as

F@®) = [fi(or(t) fa(oa(t) - fmlom®)]",

o(t) = [o1(t) 02(t) -+ o] = [WTx(t) Kix(t) - HLx(p)],

(2.2)

wherein, each term f;(oi(t)), i = 1,2,..., m satisfies any one of the following sector conditions:
fi(oi1) € Koy = { fi(0i() | £i(0) =0, 0 < 0i()) fi(0i(t)) < kit ou(t) 20} (23)

or

fi(oi(t)) € Kpoeo) = { fi(0i (1)) | fi(0) =0, 0i(t) fi(oi(t)) >0, o;(t) #0}. (24)
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AA(t), AB(t), and AA;(t) are time-varying uncertainties of appropriate dimensions, which
are assumed to be of the following form:

[AA(t) AB(t) AA\(t)] = DF(t)[Ey E» Es), (2.5)

where D, Eq, E;, and E3 are known matrices of appropriate dimensions, and the time-varying
matrix F(t) satisfies

FT(HhF(t)<I, Vt>0. (2.6)
The delays h(t) and 7(t) are time-varying continuous functions that satisfy
0<hi <h(t)<hy, 0<n(t)<7n, #At)<na<l. (2.7)

We introduce the following technical well-known propositions and definition, which will be
used in the proof of our results.

Definition 2.1. If there exist y > 0 and ¢(y) > 0 such that

@) < g (y)e™, Vi>0, (2.8)

system (2.1) is said to be exponentially stable at the equilibrium point, where y is called the
degree of exponential stability.

Proposition 2.2 (Cauchy inequality). For any symmetric positive definite matrix N € M™" and
x,y € R" we have

£2xTy <x'Nx+y"'N1y. (2.9)

Proposition 2.3 (see [2]). For any symmetric positive definite matrix M > 0, scalar y > 0, and
vector function w : [0,y] — R" such that the integrations concerned are well defined, the following

inequality holds
<ﬂ w(S)ds)T M(ﬂ w(s)ds) < Y( J' (: W' (5) Maw(s) ds)_ (2.10)

Proposition 2.4 (Schur complement lemma, [2]). Given constant symmetric matrices X, Y, Z
with appropriate dimensions satisfying X = X', Y = YT > 0. Then X + Z'Y™1Z < 0 if and only if

T _
<>Z< _ZY) <0 or <Zle )Z() <0. (2.11)

3. Main Results

Now we present a new delay-dependent condition for the uncertain system (2.1) satisfying
the sector conditions (2.3).
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Assumption 3.1. All the eigenvalues of matrix C are inside the unit circle.

Theorem 3.2. Under Assumption 3.1, given a > 0. The system (2.1) satisfying the sector condition
(2.3) is a-exponentially stabilizable if there exist symmetric positive definite matrices P, Q, R, U,
F, L; symmetric positive semidefinite matrices Z = diag(z1, za, ..., zm) and | = diag(ji, j2, - - -, jm);
scalars €1 > 0 and e, > 0; matrices Ny; i = 1,2,3 of appropriate dimension such that the following
LMI holds:

M= M-[0T 1000000

xe 0 -1 T 00000 0]<0,

3.1)
M= M-[0 -1 0100000
xe 0 10 -I00000]<0,
(P11 P12 P13 P1a P15 P16 P17 Pi1s P19]
P Pz P Pas Pos P Pas Poo
x % ¢33 0 0 O 0 0 O
* * * (i)44 0 0 0 0 0
M=% * x % P55 Psg P57 Psg Pso |, (3.2)
* % % x  x (Pes Po7 Pes 0
x ok ok x x x ¢y 0 O
% ox ok % x  *x ¢gg O
[+ % % ok % * ok % ¢99d

where

¢p11 = PA+ATP+Q+ QT —e MR- 2R 4 2axT (t)Px(t),  ¢12 = PA; + ATNT,

P13 = e MR, P1a = e MR, ¢17 = PC, ¢18 = PD, P10 = &ET,

¢16 = ATL+ ATNT, ¢15=ATHZ" + PB+ HKJ + ATNT +2aHZ,

P = 27U + N1A; + ATNT, ¢ =e™U, ¢y = ey,

¢os = ATHZT + NiB+ AINT, ¢ = ATL- N, + ATNT, ¢y = NiC, s = N1D,
o = eEL, (s = —e 2 Q — g 2R _ p2ahe Pug = —e 2 Q — g 2MR _ g2y,
¢s7 = ZH'C + N,C, ¢ss=ZH'B+B"HZ" -] - J* + N,B+ B'Nj,

¢pse =B 'L-N,+B'NI,  ¢so=€El, ss=ZH' D+NyD,  ¢gs=—eil,

dog = —eil,  Pos = WPR+h2R+F+(hy—h)’U-L-LT — N3 - NI,

¢67 =LC+ N3C, (i)ég =LD + N3D, (i)77 = —eizml(l - 7’lD)F
(3.3)
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The solution x(t) of the system satisfies,

(o) < J gl +b ”AM(}ﬂi + M (34

where a = Ap(P) + 2hadp(R) + hodp(U) + 2Am(HZKHT), b = 2A0(Q)(1 - e722) /2 +
2hoAp(R) ((L—e722) /2a) + hyd g (U) ((1—€72*2) /2a), and ¢ = Ay (F) ((1—e72%1) /2ax), | My || =
sup_,,c.<ollx ()l IMa2l| = sup_, . ollx(s)]-

Proof. Using (2.5), the uncertain system (2.1) can be represented as

x(t) = Ax(t) + Aix(t — h(t)) + Bf (o(t)) + Cx(t - n(t)) + Dp(t),

p(t) = F(t) (E1x(t) + Exf (0(t)) + Esx(t - h(t))),

L o (3.5)
o(t) = H'x(t) = [y Ty - Tu| x()), V20,
x(s) = ¢(s), se [-max(hy,1),0].
We consider the following Lyapunov-Krasovskii functional
8
V(x(t) = DV, (3.6)
i=1

where

Vi(x(t)) = e x" () Px(t),

t

Vo(x(t)) = J‘ e?xT (s)Qux(s)ds,

t—hy

t

Va(x(t)) = f &5 3T (5)Qx(s)ds,

t—hy

0 t
Vi(x(t)) = hy Ll L 25T (1)Rx(7)d ds,

0 t
Vs(x(t)) = ha Ll L 25T (1)Rx(7)d ds,
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-hy t
Ve (x(t)) = (ha — h1) J e?xT (1) Ux(t)dr ds,
—hz t+s

¢
Vo (x(t)) = L " e?xT (s)Fx(s)ds,
-1

V(x(t)) = 23 hie jo fi(ondo,
i=1

(3.7)

Taking the derivative of V (x;) along the solution of system (3.5), we have

Vi(x (b)) = 2ae®xT () Px(t) + 2e** xT () Px(t),
= & [2ax (1) Px(t) + 22" () P(Ax(t) + Arx(t - h(t))
+Bf(o(1)) + Cx(t = () Dp()) |, Va(x(8))
= & [xT ()Qx () - e xT (¢~ ) Qu(t = hy)|, Va(x (1))

— eZut [xT(t)Qx(t) _ e*20¢hsz(t — hz)QX(t - h2)], V4(x(t))

- t
< e2at h%xT(t)Rx(t) _ hle—Zahl f xT(S)RX(S)dS:I;VS(x(t))
| t—-hy

[ t
< e | h2xT () Rx(t) - hze’Z“hZJ‘

i’ (s)Rx(s)ds] , Ve (x(t))
t-hy

t—hy

t—hy

< | (hy — h1)25T (HUR(E) = (hy — hy)e 28 f xT(s)LIX(s)ds],Vﬂx(t))

< e2at [XT(t)FX(t) _ 6*2“’1(] — ;ld)ch(t - q(t))FfC(t - ﬂ(t))]rvs(x(t))

m oi(t)

=23 L™ <2cx t fi(oi)do; + fi(oi(t))c'r,-(t)>
i=1 0

< e [4afT(o(t) Zo(t) +2fT (0(1) Z (1]

< & [4afT (0() ZHx(t) + 2f7 (0(H) ZHT5(1)|
= ot [4a FT(o(t) ZHx(t) + 2T (o(t)) ZHT

x(Ax(t) + A1x(t = h(t)) + Bf (0 (t)) + Cx(t - n(t)) + Dp(t))].
(3.8)
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Applying Proposition 2.3 and the Leibniz-Newton formula, we have

_ ! .T § _ ! . : ! .
hy J‘HL1 X" (s)Rx(s)ds < [L_hl x(s)] R L_hl x(s)

< —[x(t) — x(t = h1)]"R[x(t) — x(t — hy)]

= —xT (H)Rx(t) + 2xT () Rx(t — h) — xT (t — h1) Rx(t - hy),

. (3.9)
_ T 5 _ . 5
hy L_hz X (s)Rx(s)ds < [L_hz x(s)] R[Jt—hz x(s)]
< —[x(t) — x(t - hy)]"R[x(t) - x(t - h2)]
= —xT (1) Rx(t) + 2xT (H)Rx(t — hy) — xT (t — hy) Rx(t — hy).
Note that
t—hy t=h(t)
—(hy — hy) T (s)Ux(s)ds = — (hy — hy) f xT (s)Ux(s)ds
t—hy t-hy
t—hy
— (hy = hy) f xT (s)Ux(s)ds
t—h(t)
t—h(t)
= — (hy — h(t)) i (s)Ux(s)ds
t—hy
o (3.10)
— (h(t) - hy) il (s)Ux(s)ds
t—hy

Iy
— (h(t) = hy) t 1L (s)Ux(s)ds
t-h(t)
t—hy
— (hy = h(t)) T (s)Ux(s)ds.
t-h(t)

Using Proposition 2.3 gives

t-h(t)

t—h(t) T t=h(t)
—(hy — h(t)) xT (s)Ux(s)ds < — I:f x(s)ds] u [I J'c(s)ds]

t-hy t=hy t—hy
< —[x(t - h(t)) - x(t = )" U [x(t - h(t)) - x(t - hy)],
t=hy t—hy T t=hy
—(h(t) - hy) xT(s)Ux(s)ds < — [J x(s)ds] LII:J‘ J'c(s)ds]

t-h(t) t-h(t) t-h(t)

< —[x(t = hy) = x(t = h(£))]"U[x(t - hy) - x(t = h(t))].
(3.11)
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Let p = (ho = h(t))/(h2 = h1) <1, s0 we have

t—hl t_hl
—(hy = h(t)) j 1T (s)Ux(s)ds = -p (hy — h1)xT (s)Ux(s)ds
t-h(t) t=h(t)

_h]
<-p t (h(t) = h1)x" (s)Uk(s)ds
t=h(t)
< —Blx(t—h1) - x(t — h(t)]"U[x(t - h1) - x(t - h(}))],
t—h(t) t—h(t)

—(h(t) — hy) D'CT(S)U.?'C(S)dS = —(1 - [3) (hy — hl)D'CT(S)UJ'C(S)dS
t-hy t=h,

t—h(t)
<-(1-p) » (hy — h(t))xT (s)Ux(s)ds

<—(1-p)[x(t - h(t) - x(t - ho)]"
x U[x(t—h(t)) = x(t — hy)].
(3.12)
Therefore from (3.10)-(3.12), we obtain
t-ly

—(h2 — h1) &M (s)U(s)ds < = [x(t = h(t)) = x(t = ho)["U[x(t = h(£)) = x(t = ha)]
t—hy

= [x(t = hn) = x(t = ()] U [x(t = ) = x(t = h(1))]
= Blx(t = hn) = x(t = ()] U [x(t = ) = x(t = h(D))]

— (1= B)[x(t = h(t)) — x(t - ha)]"U[x(t - h(t)) - x(t - hy)].
(3.13)

We add the following zero equation:

2T (ON[Ax(t) + Ajx(t - h(t)) + Bf(a(t)) + Cx(t - n(t)) + Dp(t) - x(t)] =0,  (3.14)

where N = [NT NI NIT", &(t) = [xT(t- h(t)) fT(o(t)) %T(t)]" and by using the identity
relation

—x(t) + Ax(t) + Ayx(t - h(b)) + Bf (0(t)) + Cx(t - 5(t)) + Dp(t) =0, (3.15)

we have

—2xT () Lx(t) + 2x" () LAx(t) + 2xT (t) LA x(t - h(t)) + 2x" (t) LBf (0 (t))
(3.16)
+2xT () LCx(t - n(t)) + 2x" (t)LDp(t) = 0.
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For system (2.1) with nonlinearity located in the sectors [0, k;] (j =1,2,..., m), if there exists
J =diag(ji, jo, ..., jm), then we have
jifi(oi) [kihiTx(t) —fi(Gi)] >0, i=1,2,...,m, (3.17)

which is equivalent to
X (HK] f(o() - (o) f(o(t)) 2 0. (3.18)
Similarly, for any e > 0, from (3.4), we have

—ep (p(t) + e(Erx(t) + Eof (o(t)) + Esx(t - h(1)))"
x (E1x(t) + Eaf (0()) + Esx(t — h(t))) > 0.

(3.19)

Hence, according to (3.9), (3.13), and by adding the zero term (3.16) and (3.18)-(3.19), we get

V(x(t) < ezat{2axT(t)Px(t) +2xT ()P (Ax(t) + Ayx(t — h(t)) + Bf (o(t)) + Cx(t — 5(t))

+Dp(t)) +xT (H)Qux(t) — e > xT (t — hy)Qx(t - hy)

— e 2 x Tt — y)Qu(t — hy) +H2xT () R (t) + h3xT (£)Rx(t) — e M xT (t) Rx(t)

+2e72mxT(H)Rx(t — hy) + xT (£)Qx(t) — e M xT (t — hy)Rx(t - hy)

— e 2Ry T(t — o) Rx(t — hy) — e 22 xT (1) Rx(t) + 222 xT (1) Rx (t — hy)

x &1 () F(t) - (1= np)x" (t = n(t)) Fx(t - n(t))2af" (o(t)) ZHx(t)

+2fT(c()ZHT (Ax(t) + A, x(t - h(t)) + Bf (0(t)) + Cx(t - n(t)) + Dp(t))

—e 2 xT () Rx(t) + 2e7 P2 xT () Rx (t — ho) (hy — hy)*%T (H)U % (F)

+2xT(HHK] f(o(8)) = 2fT(o(t)) ] f(o(t)) - 2% () Lx(t) + 2" (t) LAx(t)

+2xT () LA1x(t = h(t)) + 2xT (t)LBf (o (t)) + 2x" (t)LCx (t - (1))

+ 25T () LDp(t) — ep” (p(t) + e(E1x(t) + Exf (0(t)) + Esx(t — h(t)))"

x (Exx(t) + Exf (o(t)) + Esx(t - h(t))) — e 2™ [x(t — h(t)) — x(t — hy)]"

x Ux(t - h(t)) = x(t - hy)]

—e 2 [a(t — ) = x(t = (D) U [x(t — hy) = x(t = h(£)] }
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= Blac(t = hn) = x(t = ()] U x(t ~ ) = x(t = h(8))]
= (1= P)[x(t = h(t) = x(t = )] U [x(t = h(t)) - x(t = h2)]
= (T (ML) ~ plac(t = ) = x(t = h(D)] U Lx(t = 1) = x(t = h(1))]
(1= P)[x(t = h(D) = x(t = )] e U [x(t = h(t)) = x(t ~ ha)] |

=T O[(1- P + pM]E(),
(3.20)

where M; and M, are defined as in (3.1), respectively, and ¢{(t) = [x(t) x(t — h(t)) x(t -
h) x(t —hy) f(o(t)) x(t) x(t—n(t)) p)]. By (1 - )M + pM, < 0 holds if and only if
My < 0and M, < 0. For showing the convergence rate, we have V(x(t)) < 0, and then
V(x(t)) < V(x(0)). However,

Vi(x(0)) = €2xT (0)Px(0) < Amax(P) ||, V2(x(0))

0 0
=f 53T (5)Qx(s)ds, < Amax@)f & ds| My |
—h1 —hy

1- e—2ah2

S IIMiI%, V3 (x(0))

= -)‘maX(Q)

0 0
=f e2“SxT<s)Qx<s)ds,sAmax(@f &5 ds|| M |2
—hy —hy

1- e—Zuhz

S 1M, Va(x(0))

= Amax(Q)

0 0
= hlf J e?sxT (1)Rx(t)dr ds
-

S

_ f Oh e [xT(O)Rx(O) - xT(s)Rx(s)]ds

0 0
<hadu(R) [ edslgl - hadu(R) [ sl
-hy —hy

1= e—Zahz
2a

1- e—2vch2

= haAm(R) o

4] = h2Aat(R) My 12, Vs (x(0))

0 0
= hzf J e?xT (1)Rx(t)dt ds
—hz S

1-— e—Zahz
2a

1= e—Zahz
2a

< hpAn(R) ¢]° = haAar(R) M4 |12, Ve (x(0))
—hl 0

=hy f 3l (T\Ux(T)dr ds
—hz S
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e e2

1- —2athy 1-— ahy
< hz/\M(u)T||¢||2 - hz)tM(U)T”Ml“Z, V7(x(0))

0 0
= J e?xT (s)Fx(s)ds, < Ay (F) f e?*ds|| Ma ||
7(0) -1

1-e2

< )LM(F)T

| M2, Vs (x(t))
- zZ)L,-er ' fi(opdo; < 2Z)Lie2“ff koi(t)do;
i=1 0 i=1 0
<2)eNikof(t) <2 e Nikx () HH x(t), Vs (x(0))
i=1 i=1

<20 (HZKH") |11,
(321)

and V (x(t)) > e xT () Px(t) > €2\, (P)||x(t)||*. Then, from Definition 2.1, we conclude that
the equilibrium point is globally exponentially stable. This completes the proof. O

Remark 3.3. For system (2.1) with uncertainty located in the sector conditions (2.4), if there
exists | = diag(ji, j2, .- ., jm), it follows that
rifi(ci()hlx(t) >0, i=1,2,...,m, (3.22)
which is equivalent to
x'(H)HJ f(a(t) 2 0. (3.23)
By replacing (3.18) with (3.23) and letting & = 0, we obtain the following robust

stability criterion.

Corollary 3.4. Under Assumption 3.1, the system (2.1) satisfying the sector condition (2.4) is
asymptotically stable if there exist symmetric positive definite matrices P, Q, R, U, F, L; symmetric
positive semidefinite matrices Z = diag(zi,za, ..., zm) and J = diag(ji, jo, - .-, jm); scalars e > 0
and €, > 0; matrices Nj; i = 1,2,3 of appropriate dimension such that the following LMI holds:

M= M-[0T -T000000]
xe ™[0 -I T000000]<0,

M= M-[0 -T 0T 00000

xe 2o 10 -1 0000 0]<0,
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(P11 P12 P13 P1a @5 P16 P17 Pz P19
¥ P Pz P Pas Pos o7 Pas Poo
*x x ¢33 0 0 0 0 0 O
* * * 4)44 0 0 0 0 0
M= x x x ws5 Psg P57 Psg Pso |,
x % ox k% Pes Pe7 Pes O
x % ox  x  x  x ¢y 0 O
x % ox k% *x  x ¢gg O
[ x % x k% x k% (hoo]
(3.24)
where
wis=ATHZ" + PB+ H]J, wss =ZH'B+BTHZ. (3.25)

Remark 3.5. The following stability criteria are presented for finite and infinite sector condi-
tions, for systems without uncertainties.

Corollary 3.6. Under Assumption 3.1, given a > 0. The system (2.1) without uncertainties
satisfying the sector condition (2.3) is a-exponentially stabilizable if there exist symmetric positive
definite matrices P, Q, R, U, F, L; symmetric positive semidefinite matrices Z = diag(z1,z2, ..., Zm)
and | = diag(ji, jo, . .., jm); matrices Ny; i = 1,2,3 of appropriate dimension such that the following
LMI holds:

M= m—-[0 T -10000]

x e [0 -I T 000 0] <0,
M= M-[0 -1 01000

xe 2o 1 0 -I 00 0] <0,

(P11 P12 P13 P1a P15 P16 P17

b0 P23 P Pas Pog Py
* ¢33 0 O 0 0

*x ¢dyg 0 0 0.
* ok Ps5 e Ps7
* ok x e ey
| x k% x Py

(3.26)

*

* ¥ X ¥ ¥

*
*
*
*

Corollary 3.7. Under Assumption 3.1, the system (2.1) without uncertainties satisfying the
sector condition (2.4) is asymptotically stable if there exist symmetric positive definite matrices
P, Q, R, U, F, L; symmetric positive semidefinite matrices Z = diag(z1,22,...,2m) and
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J = diag(ji, j2, - .., jm); matrices Ni; i = 1,2,3 of appropriate dimension such that the following
LMI holds:

M= m-[01 -10000]

xe Mmoo -I 100 0 0] <0,
My=M~[0 -1 01000

x e [0 10 -I000]<0,

(D11 P12 P13 Pu @15 Pre P17
*  Pn P P P5 Pa Por
£ ¢ 0 0 0 0
* ¢ 0 0 O
*  wss Ps6 Psy
*  x  des Per

| * * * ¢77_

(3.27)

* %X ¥ ¥* ¥
* ¥ ¥ *
EE

Remark 3.8. In this paper, the restriction that the state delay is differentiable is not required
which allows the state delay to be fast time-varying. Meanwhile, this restriction is required
in some existing result, see [8, 9, 16, 17].

Remark 3.9. It is worth pointing out that we can extend this method to more complex
dynamical network models, such as neutral-type neural networks [18, 19] or BAM neutral-
type neural networks [20, 21].

4. Numerical Examples

In this section, we provide numerical examples to show the effectiveness of our theoretical
results.

Example 4.1. Consider the following nominal Lur’e system with time-varying delays which
is studied in [8, 9, 17]:

x(t) — Cx(t —n(t)) = Ax(t) + Aix(t — h(t)) + Bf (o(t)),

(4.1)
o(t) = H x(t) = [l h]"x(t), V>0,
where
-2 05 1 04 -0.5
A= [0 —1]’ A= [0.4 -1]’ b= [—0.75]’
(4.2)

02 0.1 02
c= [0.1 0.2]’ H= [0.6]'
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Table 1: Upper delay bound h, with h; = 0.

11D Method hp 0.6 0.8 No restriction on fip

01 [8] hy 0.9888 0.7228 —
Corollary 3.4 hy — — 1.0651

05 [8] hy 0.7793 0.6282 —
Corollary 3.4 hy — — 0.9210

0.9 [8] hy 0.0983 0.0967 —
Corollary 3.4 hy — — 0.1177

Table 2: Upper delay bound h, with h; = 0.

1D Method hp 0.6 0.8 No restriction on fip
(8] hy 0.7793 0.6282 —
0.5 [17] hy 0.7901 0.6321 —
Corollary 3.6 hy — — 0.9209
[8] hy 0.0983 0.0967 —
09 (17] hy 0.0994 0.0981 —
[9] hy 0.1086 0.1086 —
Corollary 3.6 hy — — 0.1181

Tables 1 and 2 give comparison of maximum allowable value of h, for (4.1) obtained
in Corollary 3.6 with nonlinearity satisfying (2.3), where k = 100 and Corollary 3.7 with
nonlinearity satisfying (2.4), respectively. We see that, when h; = 0, the maximum allowable
bounds for h, obtained from Corollaries 3.6 and 3.7 are much better than those obtained in
[8, 9, 17]. The results obtained in [8, 9] may not be used for the case when h; # 0. Moreover,
the differentiability of the time delay h(t) is not required in Corollaries 3.6 and 3.7.

Welet h(t) = 0.7|cost|, n(t) =1, ¢(t) = [-0.1cost,cost], forall t € [-1,0], and f(x(t)) =
6lx(t)], 16] £ 0.5. Figure 1 shows the trajectories of solutions x;(t) and x,(t) of the nominal
Lur’e system with time-varying delays (4.1).

Example 4.2. Consider the following uncertain Lur’e system with interval time-varying delay
with the following parameters:

x(t) = Cx(t—n(t)) = (A+ AA®E))x(t) + (A1 + AA; () x(t — h(t))

+(B+AB(1)f(a(t)), (4.3)
where
A R R w ) Y o A
(4.4)

H=[8§], D=E1=E3=[O'1 O], E2=[O'1].
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1.2

0.8}

0.6

0.4

x1(t), 22 (t)

0.2 |

0 10 20 30 40 50 60
Time t

— x(t)
— x2(t)

Figure 1: The trajectories of x; (t) and x» () of the the nominal Lur’e system with time-varying delays (4.1).

Solution. From the conditions (3.1) of Theorem 3.2, we let a = 0.4, hy = 0.1, h, = 04, t = 0.8,
11 =0.1, and K = 0.5. By using the LMI Tool-box in MATLAB, we obtain

p- 28.6713 —0.2237 0= 25.1176 0.7616 U= 23.6798 3.0045
~ [-0.2237 2.4026 |’ - 107616 1.0772|’ [ 3.0045 3.1148(’

r- 7.0939 -0.3657 N1 = -3.1736 0.4426 I = 16.5554 0
~ 1-0.3657 0.8018 |’ ~ |-1.4601 1.2008]’ B 0 16.5554|" (4.5)
-5.5006 -0.4441

-0.9892 -14.4101

N3 = [ 02313 2.2354

], N2 = [-1.6410 0.2843], R = [12'0906 0'2313],

Z=09717, J=47851, e =102112, e, =18.1870.

Thus, the system (2.1), is 0.4-exponentially stabilizable. Given a > 0, we will give the values
of the maximum allowable upper bounds of the uncertain Lur’e system with interval time-
varying delay (4.3) for difference 7,4 of the delay for different decay rates 0.1 < a < 0.4. From
Theorem 3.2, we obtain the maximum allowable upper bound of the time-varying delay h,,
as shown in Table 3.

We let h(t) = 0.1 + 0.65|sint|, (t) = 0.5 + 0.4|sint|, ¢(t) = [-cost, cost], forall t €
[-0.9,0], and f(x(t)) = 6|x(#)|, |6] < 0.5. Figure 2 shows the trajectories of solutions x; (t) and
x2(t) of the uncertain Lur’e system with interval time-varying delay (4.3).

5. Conclusions

In this paper, we have investigated the delay-dependent robust stability criteria for uncertain
neutral and Lur’e dynamical systems with sector-bounded nonlinearity. Based on Lyapunov-
krasovskii theory, new delay-dependent sufficient conditions for robust stability have been
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Table 3: Maximum allowable upper bounds h; of the uncertain Lur’e system with interval time-varying
delay (4.3) for different values of the 774 and decay rates.

14 =0.2 7a = 0.4 7a = 0.6 74 = 0.8
a=0.1 0.7423 0.7094 0.6541 0.5294
a=02 0.6798 0.6513 0.6031 0.4923
a=03 0.6291 0.6037 0.5606 0.4604
a=04 0.5870 0.5637 0.5245 0.4326

x1(t), x2(t)

Timet

— x(t)
— x2(t)

Figure 2: The trajectories of x1(t) and x,(t) of the uncertain Lur’e system with interval time-varying delay
(4.3).

derived in terms of LMIs. The interval time-varying delay function is not required to be
differentiable which allows time-delay function to be a fast time-varying function. The
global exponential stability for uncertain neutral and Lur’e dynamical systems with some
conditions are investigated. Numerical examples are given to illustrate the effectiveness of the
theoretic results which show that our results are much less conservative than some existing
results in the literature.
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