ON NONLINEAR DAMPED WAVE EQUATIONS FOR POSITIVE
OPERATORS. I. DISCRETE SPECTRUM

MICHAEL RUZHANSKY AND NIYAZ TOKMAGAMBETOV

ABSTRACT. In this paper we study a Cauchy problem for the nonlinear damped
wave equations for a general positive operator with discrete spectrum. We derive
the exponential in time decay of solutions to the linear problem with decay rate
depending on the interplay between the bottom of the operator’s spectrum and
the mass term. Consequently, we prove global in time well-posedness results for
semilinear and for more general nonlinear equations with small data. Examples
are given for nonlinear damped wave equations for the harmonic oscillator, for
the twisted Laplacian (Landau Hamiltonian), and for the Laplacians on compact
manifolds.

1. INTRODUCTION

This work is devoted to the analysis of nonlinear damped wave equations for posi-
tive operators acting in Hilbert spaces. More precisely, for a densely defined positive
operator L in a separable Hilbert space H we consider the Cauchy problem

OPu(t) 4+ Lu(t) + bdyu(t) + mu(t) = F(u, O, LY?u), t >0,
(1.1) u(0) = uy € H,
Ou(0) = uy € H,

with the damping term determined by b > 0 and mass m € R. The main assumption
in this paper is that the operator £ has a discrete spectrum and that the corresponding
eigenvectors form an orthonormal basis in H.

The main examples of interest for us would be the harmonic oscillator on H =

L*(R"):
(1.2) L:=—-A+|z]*, v €R",

and the Laplacians, or more general positive elliptic pseudo-differential operators, on
H = L*(M) for compact manifolds M, with or without boundary. Of course there
are numerous other examples that are covered by this setting, for example the twisted
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Laplacian (Landau Hamiltonian) on C™ given by
L= (ZZj+2Z).
j=1

with Z; = é% + %Zj and Zj = _aizj + %Zj, see Example 3.5, where we also derive the
the Gagliardo-Nirenberg inequality for it.

The other important situation occurs when the spectrum of £ is continuous. In
that case the analysis relies on rather different methods and this problem will be
addressed in the subsequent paper.

The analysis of linear and nonlinear damped wave equations has a long history.
In papers | , | the authors first considered these kind of problems for
the Laplacian on R". We refer to papers | , , , , ,

) Y ) ) ) ) ) Y Y ] in Rn
dealing with damped wave equations under different assumptions, and references
therein, where authors study the global solvability of the Cauchy problems for non-
linear wave equations for the Laplace operator with the dissipative term. Also, see
[ , , | for some more abstract settings. For even more references,
we refer to a recent survey | |. Time-dependent dissipation has been also consid-
ered, see e.g. | | for regular and | , | for irregular dissipation in linear
problems, respectively. The global framework for the Fourier analysis generated by
a densely defined operator £ on L?*(M) for manifolds M with or without boundary
was developed in | : ].

In Section 2 we consider the linear equations and derive the exponential time decay
for their solutions. This is done by using the Fourier analysis adapted to the operator
L, elements of which we review in the process of the proof. The exponential decay
plays a crucial role in the further analysis, in particular allowing the handling of the
nonlinear equations to rely mostly on the analysis in Sobolev spaces over £. Such
decay is achieved by the fact that the operator £ has a discrete positive spectrum.
In the case of continuous spectrum, more delicate LP- methods are needed, and these
will appear elsewhere in the subsequent analysis for that setting.

Partial differential equations in general Hilbert (and also Banach) spaces have
been considered in many papers as well, both linear and nonlinear. For example, see
[ ] for an extensive analysis in terms of the dynamical systems behaviour, and
[ | for related analysis. Linear wave equations in Hilbert spaces with irregular
coefficients have been recently considered by the authors in | ].

In Section 3 we consider the case of semilinear damped wave equations of the form

OFu(t) + Lu(t) + bowu(t) +mu(t) = f(u), t>0,
(1.3) u(0) = uy € H,
Ou(0) =uy € H,

under the assumption that f satisfies the properties

f(0) =0,
(1.4) { |f(u) _ f(v)| < C(’u‘p*1 + |’U‘P*1)|u — U’7
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for u,v € R. If H = L?, then an example of f satisfying (1.4) is given by

fw) = plul’ u,
for p > 1 and p € R or, more generally, by differentiable functions f such that

/()] < Cluf”™.

In Section 4 we consider a general case, namely, we deal with the nonlinear equation
(1.1) for general nonlinearity

F = F(u,dpu, L)

satisfying an analogue of the Gagliardo-Nirenberg inequalities in the Sobolev space
associated to £. This condition is formulated in (4.1) and some examples for it are
given in (4.3).

In Section 5 we consider more general nonlinearities of the form

(1.5) Fy = Fi(u, {07u}j_y {LPu}y).

=1
for F} : C**+1 — C, for any [ € N. The proof of the global in time well-posedness in
this case is an extension of the proof in Section 4, so we only very briefly indicate the
differences there. A different feature here is that the smallness is required in higher
regularity Sobolev spaces, but only to make sense of the higher order derivatives
entering the nonlinearity Fj.

From the physical point of view it is natural to assume that b > 0 and m >
0. However, from the point of view of the well-posedness we may allow m to be
negative. In this case, there appears an interplay between b, m and the bottom Ay of
the spectrum of £. The global in time decay properties of solutions to wave equation
with negative mass in R" were derived in | ).

The inclusion of the mass term does allow us to derive certain results even in the
case when the bottom of the spectrum of £ is zero. For example, when H = L?(M)
for a compact manifold M without boundary, and £ being the positive Laplacian on
M, the operator £ has a zero eigenvalue. In this case, if the Cauchy data are constant,
in the case of m = 0 the solution to the linear problem allows also constants, so that
there is no decay in time and no dispersion even for b > 0. To avoid this kind of
(trivial) problems, it will be convenient to assume that Ao +m > 0, with \g > 0 and
m € R. Otherwise, to summarise and collect our assumptions for this paper, we will
be assuming throughout that

The positive operator L has a discrete spectrum {\;}jen with Ao := i‘nlgI Aj >0, and
JE

the corresponding eigenvectors form an orthonormal basis in H.
Moreover, we assume that b > 0, m € R, and A\g +m > 0.

For example, in our setting, assuming that Ao + m > 0, for appropriate indices
a, B, we then have the estimates

100 LPu(t)|| < e 3t (H“O”Hg“ﬁ + H“lHHg*l“ﬁ)v for 0 < b <2/ Ao +m,

07 LBl S (1 + 0 (ol a0 + sl gy -rv20). for b=2/Xo
and

2
102 LPu(t)||3 < o (5 %—Ao—m)t(HuO||Hz+zﬂ + ||U1||Hg—1+2ﬁ), for 24/ Xg +m < b,
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for solutions of linear and nonlinear equations, modulo small modifications — see the
exact statements later on, e.g. in Proposition 2.1.

Throughout this paper we will use the notation < to not write constants (which are
not depending on the main parameters) in estimates. We also assume N = {1,2...}
and Ny = N U {0}.

The authors would like to thank both referees for the useful and constructive
comments.

2. DISSIPATIVE WAVE EQUATION

In this section we derive energy estimates for the linear damped wave equation
OFu(t) + Lu(t) + bou(t) +mu(t) =0, >0,
(2.1) u(0) = up € H,
Ou(0) = uy € H,
for some dissipation constant b > 0 and some mass constant m.
The time decay rates will depend on the following parameter associated with £. Let

{\; };";1 be the set of eigenvalues of £. Since L is a positive operator, all eigenvalues
are also positive. Then we call

2.2 Ao :=inf )\,

( ) 0 jen Y

the bottom of the spectrum of £. In this paper we make the only assumption that
the operator is positive, i.e. that

(2.3) Ao > 0.

To obtain the time decay rate for solutions u(t) of (2.1) we first derive the repre-
sentation of solutions for (2.1) based on the suitable Fourier analysis adapted to the
operator L.

For this, we first recall the necessary elements of the global Fourier analysis that

has been developed in | | (also see | ], and its applications to the spectral
properties of operators in | ]). Since the operator L is self-adjoint, the con-
struction of | | is considerably simplified. We now give its brief review adapting

it to the present setting.
Let H® := Dom(L>) be the space of test functions for £ which we define as

Dom(L>) := ﬂ Dom(£"),
k=1

where Dom(£*) is the domain of the operator £*, in turn defined as

Dom (L") :={feH: L'f €Dom(L), j=0,1,2,....,k—1}.
The Fréchet topology of HY is given by the family of semi-norms
(2.4) ol = max|ILelw, k€ No, p € HE.

The space
H,* = 2HF, C)
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of linear continuous functionals on Hy is called the space of L-distributions. For
w € H;* and ¢ € HP, we shall write

w(p) = (w, p).
For any ¢ € H¥, the functional

HF > ¢ = (0,9)

is an L-distribution, which gives an embedding ) € H® — H.*. Let S(N) denote
the space of rapidly decaying functions ¢ : N — C. That is, ¢ € S(N) if for any
N < oo there exists a constant C, y such that

o) < Com (€)™
holds for all £ € N, where we denote

(€)= (14 A",

where \¢ are the eigenvalues of H labelled according to multiplicities. We denote by
e¢ the corresponding eigenvectors of H.
The topology on S(N) is given by the seminorms py, where k € Ny and

pil() = §g§<§>k|w(£)|-

We now define the £-Fourier transform on H7 as the mapping

~

(Fc)&) = (f = f) : HFY = S(N)
by the formula

(2.5) F&) = (FLf)(©) = (fee).

The L-Fourier transform F. is a bijective homeomorphism from HY® to S(N). Its
inverse

F1:S(N) - HY
is given by
(2.6) Fi'h=) hee, heSN)
¢eN
so that the Fourier inversion formula becomes
(2.7) =Y F©ec forall feHy.
¢eN
The Plancherel’s identity takes the form

1/2
(2.8) 1f 1l = (Z\f(f)lz) :

£eN

Consequently, we can also define Sobolev spaces H} associated to £. Thus, for any
s € R, we set

(2.9) Hi = {feH;> : LPfeH},
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with the norm || f||s := [|£%/2f||3, which we understand as

1/2
ws = L7 fllw = <ZA§|f(€)|2) :

£eN

/]

In particular, for s = 0, we have H% = H.
For f,g € H the convolution (f %, g) was defined in | ] by the formula

Freg=>_ FO)FE) e
£eN

This convolution and its properties in general Hilbert spaces have been analysed in
[ , |. In terms of this convolution, the solution of (2.1) is given as

U(t) = K()(t) *r Ug + Kl(t) *r U,

where the £-Fourier transforms R;(¢,¢) of K;(t) (¢ = 0,1) are determined from the
ordinary differential equations

07u(t, §) + boyu(t, §) + (a,(§) +m)u(t,§) =0, >0,
(2.10) u(0,&) = uo (&),
9yu(0,€) = ui(§),

where o.(£) = ¢ is the symbol of the operator £. In the case o2(£) + m # b*/4 the
equations (2.10) can be solved explicitly with their solutions given by

(L, €) = Coelb/2+N/ae@m—t2/At | 0 o(b/2=in/oc(@tm—b?/.
where

b 1) . 1 -
Co= (42'\/05(5) +m —b%/4 - 5) Uo(6) + 2i\/oc (&) +m — b2/4u

1(5)7

and
Cy = < b + 1) Up(&) + i u
' 4y/oc(€)+m—b2/4 2 ’ 2¢/0. () +m — b2 /4

And, for the case o,(§) + m = b?/4 the equations (2.10) can be solved with their
solutions given by

1(6).

U(t, &) = Coe ™2t 4 Oyt V21

where .
Co =up(§), C1 = 5%(5) + U1 (§).

Thus, for o.(£) + m # b*/4, we obtain

Ro(t>f) = b + 1 e(—b/2+i\/m)t
din/op(€) +m —b2/4 2

i ib I 1 o(—b/2=in/oc (€ +m—t2 /4t
4/op(§) +m—b2/4 2



ON NONLINEAR DAMPED WAVE EQUATIONS FOR POSITIVE OPERATORS 7

and

Ry(t, &) = 1 o(=b/2+in/oL(E)+m—b2/4)t
2i\/oc (&) +m —b2/4

1 g o(=b/2=i/oL(O)+m—b2/4)t
2\/0'5(5) +m — b2/4

and, for o.(£) +m = b?/4, we have

)

b
Ro(t,§) = (1 + ét) eV Ry (1,€) = tel ML,

Thus, using these formulae, we get

Proposition 2.1. Let Ay > 0 be the bottom of the spectrum of L defined by (2.2).
Assume that A\g + m > 0. Then the solution u of (2.1) satisfies the estimates

(2.11) 107 L2u(t) e S €3 (ol oo + ] ya-509),

for 0 < b < 2vXg+m, and

(2.12) 195 L7u(t) e S (1 + )¢ 3 (ol yrvon + s ga-1029).
for b= 2o +m, and

(213)  1OPLPu()l S e B VI gl vas + [l 1va9),

for 24/ Ao +m < b, for all « € Ny and > 0.
Proof. By taking into account the equalities
107 L7ullw = | Fe(0F £7u) |2,

Fe(07 £7u) = 07(§) Fe(9fw),
and the representations of Ry(t,£) and Ry (t, &), we obtain the statement of Proposi-
tion 2.1. U

Remark 2.2. We note that we could combine the operator £ and the mass term m
into a new operator £+ m. Then, the statement of Proposition 2.1 would hold under
the assumption that the bottom of the spectrum £ + m is > 0, without assuming
that the operator L is positive. However, we prefer to formulate it in this form since
the operator £'/? will appear later on in the Gagliardo-Nirenberg inequality in (3.3).

3. SEMILINEAR DAMPED WAVE EQUATION

In this section we consider the semilinear damped wave equation for the operator
L, taking the form:

Ofu(t) + Lu(t) + bou(t) + mu(t) = f(u), t >0,
(3.1) u(0) = up € H,
Ou(0) = uy € H.
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A typical example that we are interested in is H = L*(R") or H = L*(M) for a
compact manifold M, and

(3.2) fw) = plul” u,

for p > 1 and p € R. However, we will be able to prove the global in time well-
posedness for a more general class of nonlinearities f(u) in abstract Hilbert spaces,
satisfying the conditions (3.8) in Theorem 3.6.

We now introduce the following notion of the Gagliardo—Nirenberg index that will
be important for our global in time well-posedness result for (3.1). We may identify
our Hilbert space H as H = L*(Q) for a measure space 2, so that we can also use
the scale LP(Q2) of spaces on 2. We can write || - || = || - ||2 in this notation.

Definition 3.1 (Gagliardo—Nirenberg index). We say that p > 1 is Gagliardo—
Nirenberg admissible for the operator L if the Gagliardo—Nirenberg type inequality

(3.3) lullap < CILY2ullg lully™
holds for some 6 = 0(p) € [0, 1].

Example 3.2 (Harmonic oscillator). Note that for the harmonic oscillator £ =
—A + |z|* in R", the following indices are Gagliardo—Nirenberg admissible, i.e. we

have that (3.3) holds for

n=landn=2:1<p<o0;
(3.4) n

These properties follow from the corresponding properties of the Laplacian, see the
results of Nirenberg’s paper | |. In this case we also have the bottom of the
spectrum of £ given by \g = n, see Appendix A.

Example 3.3 (Laplacian on spheres). For £ being the Laplacian on the sphere S™,
with H = L?(S"), the Gagliardo-Nirenberg admissible indices are also given by (3.4),
see e.g. [

Example 3.4 (Laplacian on compact Riemannian manifolds). More generally, for £
being the Laplacian on the compact Riemannian manifold M, with H = L*(M), the
Gagliardo-Nirenberg admissible indices are given by

n=2:1<p< o

3.5 n
(3.5) n>3: 1<p< ——.
n—2
For this, we refer to the papers of Ceccon and Montenegro | , |. For more
references, see e.g. | ; , | and references therein.

Example 3.5 (Landau Hamiltonian). If we take the twisted Laplacian on C"

L= (Z;Z;+ Z;Z)),

=1
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with Z; = 3%]_ + %Zj, and Z; = _Bizj + %Zj, then the Gagliardo-Nirenberg admissible
indices for the twisted Laplacian (Landau Hamiltonian) £ are given by

n=1:1<p<o0;

3.6 n

(3.6) n22:1<p< ——

Moreover, we have A\g = n. The spectrum of L is discrete but the eigenvalues have
infinite multiplicities, see e.g. | | or | |. However, as we do not make any

assumption on multiplicities, this situation is covered by our setting.

Proof of (3.6). It follows from the Holder inequality that

psi=t p(1—s)
’u‘zpdz _/ ’u‘2ps|u’2p(178)dz < ( ‘u|"2nldz> (/ |u|2dz) ’
Cr Cnr Cn Cn

for any s € [0, 1] such that

(3.7) (1—3s)=1.
Then by using the Sobolev embedding from | , Lemma 2.3], we obtain
lull Laogeny S Mullsgm el 2 cn)-
Finally, (3.7) yields (3.6). O

For the convenience of the reader we recall the definition of the Sobolev spaces H},
s € R, associated to L:

Hp = {feH;~:LfeL’},

with the norm ||f[|gs := [|[£2f||12. We also recall that Ao = Ag(L) denotes the
bottom of the spectrum of £ defined by (2.2).

Theorem 3.6. Let p > 1 be Gagliardo-Nirenberg admissible for L, i.e. assume that
(3.3) holds. Suppose that A\g > 0 and A\g + m > 0. Assume that f satisfies the
properties

(3.8) { f0)=0

[f(u) = f)] < C(lul"™" + o~ H)u — vl
for u,v € R. Assume that the Cauchy data ug € H} and uy; € H satisfy
(3.9) o]y + [[urlla <.
Then, there exists a small positive constant €9 > 0 such that the Cauchy problem

Ofu(t) + Lu(t) + bdu(t) + mu(t) = f(u), t>0,
u(0) = ug € Hp,
Ou(0) =uy € H,

has a unique global solution u € C(R,; H:)(CY(Ry;H) for all 0 < e < &.
Moreover, when 0 < b < 2v/Ag +m we have

(3.10) 108 L2u(t) 13 S (1 + 1) 262,
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and when b = 2+/Ag +m we have

(3.11) ||5f“£5u(t)||ﬂ <1 +t)3/26—%t7
and when 24/ Ao +m < b we have
(3.12) 100 L5u() | < (1 + £)12e BV Eommit

for (a, B) = (0,0) and (o, B) = (0,1/2), and («, 5) = (1,0).

As noted in the introduction, if H = L?, then an example of f satisfying (3.8) is
given by (3.2), i.e. by

flu) = plulP"tu, p>1, peR,
or by a differentiable function f such that
[/ (u)] < Cluf'™.
Proof of Theorem 3.6. Let us consider the closed subsets Z; of the space C*(Ry; H})
defined as
Zy={ue C'(Ry; Hp); |lullz < Ly}, 5=1,2,3,
with
lullzy = supt(1 + £ 2e3 (([u(t, ) |a + 9t )| + [1£7%u(t, )2)},

if 0 <b< 2y +m, and

lullz, = sup{(1 + 6723 ([[u(t, ) |2 + 19u(t, ) |2 + 1€V 2u(t, )]12)},

if b =2v/Ag +m, and

b_ /02 N
laip ::2213{<1+t>*/2e<2 L e, ) o+ 1Beult, o + 1L 2ult, )2)3,

if 20/ Ao +m < b, where L; > 0 (j = 1,2, 3) will be specified later. Now we define the
mapping I on Z; by

(3.13) T[] () := Ko(t) *c uo + K1 (t) % uy + /0 Ky(t —7) #¢ f(u(r))dr,

where K, K1, and the convolution %, are as defined in Section 2.
We claim that

(3.14) IT[ulllz, < L;
for all w € Z; and

1
(3.15) D]~ Plelllz, < —llu— vl

j
for all u,v € Z; with r; > 1 and j = 1,2, 3. Once we proved (3.14) and (3.15), we get
that I' is a contraction mapping on Z;. The Banach fixed point theorem then implies
that I' has a unique fixed point on Z; with j = 1,2,3. It means that there exists a

unique global solution u of the equation
u="T[u] in Zj,
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which also gives the solution to (3.1). So, we now concentrate on proving (3.14) and
(3.15).

As we noted before we may identify our Hilbert space H as a measure space H =
L?(€2), so that we can also use the scale of L spaces on 2. We can write ||+ |3 = || - |2
in this notation. Recalling the second assumption in (3.8) on f, namely,

[f(u) = f@)] < C(ul”™" + o] u — v,
applying it to functions v = u(t) and v = v(t) we get

1CF () = F)(E, )l < C/Q(\U(t)\p1 +o@) ) ult) — ().
Consequently, by the Holder inequality, we get

1(f () = F))(E G < Cllut, s, + o, 5, )l e = o) ()3,

Lol
i P

By the Gagliardo—Nirenberg-type inequality (3.3) which holds for p by the assump-
tion, and by Young’s inequality

a’b' =% < fa+ (1 —6)b
for 0 <0 <1,a,b>0,we obtain
(£ (@) = FO)E < O 2,z + ut, )
(3.16) + (1EY20(t, )2 + ot ))” |
X (€2 = v)(t, )l + e = )t )]l)

Recalling that ||ul|z, < L; and [[v||z; < L; for j = 1,2,3, from (3.16) we get

(3.17) 1(f(u) = F@)(E )2 < CO+ 0P 2e 3 L lu — v,
for 0 < b < 2y/Ag +m, and
(3.18) 1(f(u) = F@)(E)]l2 < COQ+ 123 L |u — v,

for b = 24/Ag + m, and
(3.19) 1) = F@)(E o < O(L+ /e GVE0mmt ety

for 2/ Ag +m < b.

By putting v = 0 in (3.17)—(3.19), and using that f(0) = 0, we also have
(3.20) £ ()t )]la < C(1+ t)P2e 2P L for 0<b< 2/ A+ m,
and
(3.21) 1F(u)(t, )2 < C(1+ )2 2P Lh for b=2y/ A +m,
and

(322)  (If(w)(t, )]s < C(1 4+ )2~ GV EDo=mptpp o 9 /N m < b
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Now, let us estimate the integral operator

(3.23) J[ul(t, ) ::/0 Ki(t —7) *¢ f(u(r,z))dr.

More precisely, for a = 0,1 and for all 5 > 0 we have

2

o L2 )1, 2 < | /0 CORLPKL (- 1) g f(u(r.x))dr
< (]Ct dT>
<t /0 t :

dr.
Then for 0 < b < 24/Ag + m, by using Proposition 2.1, we get

LK (t — 1) % flu(r, x))

OF LK\ (t —7) % f(u(T,x))

t
Jog 221l I < ¢ [ 107 LKt = ) we S (ulr, )
0
t
B2 <Ct [ eIl )y v
0

t
= Cte? [,y e
0
Similarly, for b = 24/A\g + m we obtain

t
07 L2t ) < Cte™™ [ (1t = m e (ulr, )y roandr
(3.25) . 0
<1+ 02 [ fulr, DI
0 L

Also, for 24/Ag + m < b we have
07 L2 TTul(t,)|If < Cte 25V o
t 2
" / 25V o= ¢y (7, )] ——
0 L

Now we have to control the norm || f(u(7,-))

(3.26)

1,a-1125- We notice that for (o, ) =
L

(0,1/2) and (a, 5) = (1,0) we have a — 1 + 25 < 0.
Thus, using (3.17) and (3.20), we obtain from (3.24) that

(3.27) 10228 (J[u] = J[0]) (£, )2 < Ct2e730 L2 |u — v]| 1,
and
(3.28) 182 L8 T[u)(t, ) ||l2 < Ct/?%e3 L2,

with the estimates (3.27)—(3.28) holding for («, 8) = (0,1/2) and (o, 8) = (1,0).
Similarly, using (3.18) and (3.21), we get from (3.25):

(3.29) 197L2(J[u] = T[]t )2 < CEP (1 +t)e2" L5 u— 0],
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and
(3.30) 102 L5 J[u(t, )]s < CtY/2(1 +t "tLg,

Je
with the estimates (3.27)-(3.28) holding for («, 3) = (0,1/2) and («, 8) = (1,0).
Also, from (3.26) by using (3.19) and (3.22), we get

(3.31) 100.L7 (TTu] — J[])(t,)]|l2 < CE2e= GV EXo=mt 2ty g,
(3.32) 100L2 T[ul(t, )| < CHY/2e~ GV —domm)t 1p.

for (a, ) = (0,1/2) and (a,8) = (1,0).
Consequently, by the definition of T'[u] in (3.13) and using Proposition 2.1 for the
first term and estimates for ||.J[u]||z, for the second term below, we obtain
(3:33) ITulllz; < [[Ko(t) #2 uo + Ki(t) xc wllz; + [|T[ul 2
' < Crj(luollmy + lluallz2) + Co; Ly

for some Cy; > 0 and Cy; >0, j =1,2,3.
Moreover, in the similar way, we can estimate
1
(3.34) IT[u] = Tlolllz, < 1J[u] = J[]llz, < C35L5 lu — vl
for some C3; > 0, j = 1,2, 3. Taking some r; > 1, we choose
Lj == r;Cij([luollms + [[ua]lr2)

with sufficiently small [[ug| g1 + [[u1|z2 < € so that

1 -1
(3.35) Co LY < r_ij’ Ca L < E
Then estimates (3.33)—(3.35) imply the desired estimates (3.14) and (3.15). This
means that we can apply the fixed point theorem for the existence of solutions.

The estimates (3.11) and (3.12) follow from (3.24)— (3.26). Theorem 3.6 is now
proved. 0

4. NONLINEAR DAMPED WAVE EQUATION

In this section we deal with the general nonlinearity by considering the nonlinear
term of the form F(u,u;, £?u), for some function F': C*> — C. Now, let us suppose
that the following property holds.

Denoting

U = (u,us, L)
for u e CY(R; H}), we assume that F(U) € C(R,; Hf) and we call the index p > 1
to be (F, £)-admissible if we have the estimate
(4.1) 1EW) = FWV)lley < (UG, + IVIEOIT = V.-

We note that using the definition of Sobolev spaces in (2.9), in this notation we
have

(4.2) Uy 2= 1€ ullae + 1LY 0pullae + [ Lullae.
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An example of F satisfying (4.1) may be given by nonlinearities of the form
(4.3) F(U) = ¢llUlf5,  or  F(U) = ¢llU[;

HY
for some ¢ € Dom (£).
We now give the global in time well-posedness statement.

Theorem 4.1. Let p > 1 be (F, £)-admissible, i.e. assume that F = F(u, Oyu, LY?u)
satisfies the condition (4.1). Suppose that F(0) = 0, and that ug € H> and u; € H}
are such that
luollzzz + luallmy < e

Assume that \g > 0 and A\g + m > 0. Then, there exists a small positive constant
go > 0 such that the Cauchy problem

AFu(t) + Lu(t) + bdyu(t) + mu(t)

u(0)

8{&(0)

has a unique global solution u € C(Ry; H2) N CYRy; HE) for all 0 < & < &.

Moreover, for 0 < b < 2y/\g + m we have

F(u, 0, L%0), >0,
Ug € Hg,

U € Hll:,

(4.4) 102 LOu(t) |3 S (14 1) /22",

and for b = 2v/Ag + m we have

(4.5) 102 LOu(t) |l S (1 + )22,

and for 2v/Ag +m < b we have

(4.6) 100 LPut) o S (1 + £)/2e GV 5 —dommt

for any (o, B) € {(0,0),(0,1/2),(1,0),(0,1),(1,1/2),(2,0)}.

Proof. The proof of Theorem 4.1 is similar to that of Theorem 3.6 except that we aim
at using the assumption (4.1) instead of the Gagliardo-Nirenberg inequality. First,
we define the closed subsets Z; of the space C*(Ry; H2) by

Z; ={u € C*(Ry; HZ); |lullz, < L;}, j=4,5,6,
with
ullz, == stgg{(l +4) 723 ((fult, |2 + |8t Yo + £ 2u(t, )

+ H@t£1/2u(t, N2 + || Lult,-)||2 + Hafu(t, I2)}, if 0 <b <2/ Ao+ m,
and
[ullz; = Sgg{(l + )23t (||u(t, Yo + [|0cult, )l + 1£72u(t, )
t>

0L u(t, Yo + [1Cult, o + 107ult, )2}, if b=2v/A0+m,

and

b 02 N
lull = sup{ (14 2) 2BV (e, ) + Ot o + 1€, )l

FNOLY2u(t, )2+ 1Cult, )|z + 107ult, )l2)}, if 20/ A0 +m <D,
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where L; > 0 (j = 4,5,6) are to be specified later.
Now, we begin by repeating several steps from the proof of Theorem 3.6, namely,
we define the mapping I' on Z,, Z5 and Zg by

C[u](t) := Ko(t) *c ug + K1(t) *2 uq
(47) + /Ot Ki(t — 7) *¢ F(u,ug, £%u)(7)dr,

and we show that I" is a contraction mapping on Z,, Z5 and Zg. By (4.1) we have
(4.8) 1EW) = W)y < (UG, + IVIEOIT = V.-

We take u and v satisfying ||ul|z, < L; and [jv||z, < L; for j = 4,5,6. Recalling (4.2)
for U = (u, Oyu, £L%u), from (4.8) we get

(4.9) I(EU) = FV)(E )y < CL+ 623 L lu — v,
and
(4.10) I(EU) = F(V))(t, My < C(L+ )25 L2 lu — ]|z,
and

(411)  [(FW) = FO)(E )y < C(L+ b2 GV EA0mmit [ty g
respectively. Since F'(0) = 0, by putting v = 0 and V' =0 in (4.9)—(4.11), we obtain

(4.12) IFU) ()l < CQ+ )30 L,
and

(4.13) IE(U)(, My < C(1+ )%/ 2657 LE,
and

(4.14) IEW)(,) gy < C(L4 £ GV 5 ommmt e,

respectively. As in the proof of Theorem 3.6, in view of Proposition 2.1, for the
integral operator

¢

(4.15) Jul(t, z) = / Ki(t — 7) %z F(u(r, ), u(r, z), LY%u(r, z))dr,
0

for 0 < b < 24/Ag + m we have

t
10 £7 Tlu] (¢, )3 < t/ 107 L7 K1 (¢ = 7) % Fu, ue, £72u) (7, ) |[3d7
(4.16) . 0
< Ctebt/ ebT||F<u,Ut,£l/2U)<7—7')H?{O‘_l-ﬂﬁdT.
0 L

Similarly, for b = 24/A\g + m we get

t
(417)  08LP Tlul(t, )3 < Ct(1 + t)%e™" / e F (u, g, £72u) (7, ) [ rs2sdT
0
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Also, for 24/Ag + m < b we obtain
107.£TTul(t, )| < Cte 24V oo
x /t VT 0= F(y, wy, LY20)(r, Wip-riasdr
for (a, 5) € {(0,0), (0,1/2), (1,00), (0,1),(1,1/2), (2,0)}.

Now, combining the previous discussions with the estimates (4.9)—(4.14), we com-
plete the proof of Theorem 4.1. O

(4.18)

5. HIGHER ORDER NONLINEARITIES

In this section we briefly indicate how the obtained results can be extended to
higher order nonlinearities F; : C2*+! — C, [ € N, in the form

(5.1) Fy = Fy(u, {olu},_y, {L7Pu}_)).

J=1
Denoting ‘
U= (u {dfu}joy AL u}y)
for u € CY(R,; HL), we assume that Fy(U) € C(Ry; H.) and we say that the index
p > 1is (F}, £)-admissible if we have the inequality

(5.2) IE(U) = FEV) s, < (WU + IVIEDIU = V.
An example of F' = F} satisfying (5.2) may be given by nonlinearities of the form

(5-3) F(U) = ¢llUlfg,  or  F(U) = ¢||U]

P

Y
1

for some ¢ € Hy.

Theorem 5.1. Let | € N. Assume that \g > 0 and Ao + m > 0, where Ay = A\o(L)
is the bottom of the spectrum of L. Let p > 1 be such that Fy as in (5.1) satisfies the
condition (5.2). Suppose that F(0) = 0, and that ug € H-"' and u; € HY. are such
that

Juollgiss + s g, < .
Then, there exists a small positive constant €9 > 0 such that the Cauchy problem
OFu(t) + Lu(t) + du(t) + mu(t) = Fi(u, {dPu},_, {Ej/Qu}ézl), t>0,
u(0) = up € HE,
Ou(0) = uy € HY,

has a unique global solution u € C(R,; H-*') N CY(R,; HL) for all 0 < & < &.
Moreover, for 0 < b < 2y/Ag + m we have

(5.4) 102 LOu(t) |l S (14 1) /22",
for b =2+ g + m we have
(5.5) 102 LOu(t) |l S (1 + )22,

and for 2v/Ag +m < b we have
(5.6) 100 LPu(t) |l < (1 + 1) 1/2e” G i —dommt
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for any (o, f) € Ny x %NO with o + 28 < 1+ 1.

Proof. The proof of Theorem 5.1 is similar to that of Theorem 4.1 except that we aim
at using more general assumption (5.2) instead of the assumption (4.1). Analogously,
define the closed subsets Z; of the space C'*(R,; HL) by
Z;={ue C"™ (Ry; HFY); |lullz, < Lj}, j=30+1,31+2,31+3
with
a+28<I+1
_1/2. b N
ez = supd(1 +1) 2ozt > lorLlult )l ) 3,

(Oév/B)ENO X %NO

if 0 <b< 2y +m, and
a+28<I+1
_3/9 b o
[P Stgg{(l + 1) 2ea! > lorLlult )z |}
- (a,ﬁ)GNoX%NO
if b=2v/Ag+ m, and
5 a+28<I+1
lull 7y = sup{ (14 £) "2V Zomme L S92t s | ),
£20 (r,8)ENo x 1Ng
if 2y/ Ao +m < b, where L; > 0 (j = 3l + 1,31 + 2,30 + 3) are to be defined.
As in the proof of Theorem 4.1, we define the mapping I'; on Z3;11, Z340 and Z3, 3
by
Fl[u](t) = K()(t) *r Ug + Kl(t) *r Uy
(5.7) ' il 3/2. 1
+ [ Ki(t—71) % Fi(u, {0 U}j:p {L u}j:1)<7')d7'.
0

In addition, we establish that I'; is a contraction mapping on Zs; 11, Z312 and Z343.
By (5.2) we have

(5.8) IE(U) = FEV) s < (0N + IVIEDIU = V.

Take u and v such that ||ul|z, < L; and ||jv||z, < L; for j = 31 + 1,31 + 2,31 + 3.
Then for U = (u, {&7u}._;, {L/?u}._,), from (5.8) we have

(5.9) [(FU) = F(V) (&), < C(1+ £y e 3 LE Y lu — vl 2y,
and

(5.10) [(FU) = F(V) (&), < C(1+ £ 2073 L i — ]l 2y,
and

B
(511)  [[(EU) = F(WV))(t, M, < C(1+ )27 GmVE20PLE Nl — ] 24,5,
respectively. Due to F'(0) = 0, by substituting V' =0 in (5.9)—(5.11), we get

_b
(5.12) IEU)(E < OO+ )220 LE
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and
(5.13) IEU)(E )l < C(L+ ) 2e30 L
and

(5.14) Pty < O(1 + 1P 5 20z

3143

respectively. Repeating the proof of the above theorem, from the point of view of
Proposition 2.1, for the operator

(5.15) J[u](t,x) == /Ot Ky (t — 1) *, Fi(u, {8ju}§:1, {Ej/gu}é»zl)(ﬂ x)dr,

for 0 < b < 24/Ag + m we obtain
107 £7 B ul (t, )13,

t
(5.16) <t / 107 LOK(t = 7) e Filu, {07y, (L7, (7, ) [

t
< Ctebt/ e[| Fi(u, {8Ju}§:1, {Ej/zu}ﬁzl)(ﬂ ')|’121[Z‘_1+2ﬁd7—'
0

Similarly, for b = 24/A\g + m we have
167 L7 Aul (t, )13

(5.17) t . |
< (1407 [ R0y ALY )7y reandr

0

Also, for 24/Xg +m < b we get
1988 ful(t, )13 < Cte 25V o=t
(5.18) ' 28—/ xo—m)T Y /2. 1 2
< [ (@) () () v
0

for (o, B) € Ny x %No with a4+ 28 <1+ 1.
Now, repeating the proof of Theorem 3.6 step by step and, taking into account the
assumption (5.2), we can finish to prove Theorem 5.1. O

APPENDIX A. HARMONIC OSCILLATOR

In this appendix we briefly illustrate some constructions of this paper related to the
Fourier analysis in the example of the harmonic oscillator (1.2), i.e. for H = L*(R")
and

(A.1) L:=—A+|z|?, xR

In this case we have the bottom of the spectrum Ay = n. The operator £ in (A.1) is
essentially self-adjoint on C§°(R"™) with eigenvalues

M= (2k;+1), k= (k... kn) €N,

j=1
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and with eigenfunctions

2
||

er(x) = H Py (xj)e” 2,

which form an orthogonal system in H = L*(R"). Here, P,(-) is the m-th order
Hermite polynomial, and

162 d\" 2
P t g 2 t _—— 2

where t € R, and
Con = 2—m/2(m!)—1/2ﬂ_—1/4‘

For more details on the derivation of these formulae see e.g. | ].
Let us also calculate

/Rn (f 2 g)(@)ldz < [ D IFOFE)] |ee(x)|dx

R™ ¢eN

< IFONGE! Nleell o

¢eN
< C[|fllz2 [lgll 2 sup [[ee| .+
¢eN

< Clfllz2 lgllze.

Hence we obtain the following estimate for the convolution: if f,g € L*(R™), then
[ *c g € LY(R") with

(A.2) 12 gllr < Cllfllz2llgll 2,

for some constant C.
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